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Namespace: "urn:fsa-gov-uk:MER:FSA008:6"

Schemas

Main schema FSA008- Schena. xsd

Namespace urn:fsa-gov-uk:MER:FSA008:6

Annotations <ner - met a: Dat al t enRef er ence>FSA008</ ner - et a: Dat al t enRef er ence>
<mer - net a: Dat al t enNane>Lar ge Exposur es</ ner - net a: Dat al t eniName>

Properties attribute form default: unqual i fi ed

element form default: qual i fi ed

version: 6

Included schema CommonTypes- Schema. xsd

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Properties

attribute form default: unqual i fi ed

element form default: qual i fi ed
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Included schema SDS003- Schema. xsd

Namespace urn:fsa-gov-uk:MER:FSA008:6
Properties attribute form default: unqual i fi ed
element form default: qual i fied
Elements

Element FSA008- Lar geExposur es

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

] attributes

® BasisCurrencyAndUnitsAttrGroup

Groupinfo

®
FSA008-LargeExposures |O Type GroupFRNStructure

UKlIntegratedGroup
Type “YesNoType

@)o
LargeExposures |(®

ConnectedCounterparties |3

SignificantTransactions | (&

Properties

content: conpl ex

Model

SignificantTransactions{ 0,1}

Grouplnfo{0,1} , UKIntegratedGroup{ 0,1} , LargeExposures , ConnectedCounterparties{ 0,1} ,

Children

ConnectedCounterparties, Grouplnfo, LargeExposures, SignificantTransactions, UKIntegratedGroup

| nst ance

<FSA008- Lar geExposures currency="" reportingBasi s="" units="">
<G oupl nf 0>{ 0, 1} </ Gr oupl nf 0>
<UKI nt egr at edG oup>{ 0, 1} </ UKI nt egr at edG oup>
<Lar geExposures>{1, 1} </ Lar geExposur es>
<Connect edCount er parti es>{0, 1} </ Connect edCount er parti es>
<Si gni fi cant Transacti ons>{0, 1} </ Si gni fi cant Transacti ons>
</ FSA008- Lar geExposur es>

Attributes

QName Type Fixed Default

Use

currency LimitedCurrencyType

required

reportingBasis ReportingBasisType

required

units CurrencyUnitsType

required

Sour ce

<xs: el ement name="FSA008- Lar geExposures">
<xs: conpl exType>
<xs:sequence>

<xs: el ement name="Lar geExposures" m nCccurs="1">
<xs: conpl exType>
<xs:sequence>

m nCccurs="1"/>

m nQccurs="1"/>
<xs: el ement name="Exposures" m nQccurs="0">
<xs: conpl exType>
<xs:sequence>

<xs: conpl exType>
<xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs:group ref="O Wi chG oup"/>

m nQccurs="0">
<xs: conpl exType>
<xs:sequence>

m nCccurs="0"/>

t ype="Per cent DP2Type" mi nCccurs="0"/>

<xs: el ement nane="LessTenDaysPer cent age"

<xs: el ement name="G oupl nfo" type="G oupFRNStructure" m nQccurs="0"/>
<xs: el ement name="UKI nt egrat edG oup" type="YesNoType" m nQccurs="0"/>

<xs: el ement name="Capital Resour cesBl PRU10- 5- 3R"' type="Monet aryType"

<xs: el ement name="Capital Resour cesBl PRU10- 5- 4R' type="Monet aryType"

<xs: el ement name="Exposure" m nCccurs="0" maxCccur s="unbounded">

<xs: el ement nane="Tradi ngBookConcentrati onRi skExcesses"

<xs: el ement nanme="Percentagel0-5-4" type="Percent DP2Type"
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<xs: el ement name="Mor eTenDaysPer cent age"
t ype="Per cent DP2Type" mi nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="CNCOM' type="NonNegativeMonetaryType"
m nQccurs="0"/>
<xs: el ement name="PDPer cent age" type="Percent DP2Type"
m nQccurs="0"/>
<xs: el ement nanme="LGDPer cent age" type="Percent DP2Type"
m nQccurs="0"/>
<xs: el ement name="ELPercent age" type="Percent DP2Type"
m nQccurs="0"/>
<xs: el ement nanme="CreditRi skCapital Requi rement"
type="NonNegat i veMonet aryType" m nCccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs:el enent nane="Total " m nQccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el ement nanme="Aggregate" type="Percent DP2Type" m nCccurs="0"/>
<xs: el ement nanme="Tradi ngBookConcentrati onRi skExcesses"
m nQccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el ement name="LessTenDaysPer cent age"
t ype="Per cent DP2Type" mi nCccurs="0"/>
<xs: el ement name="Mor eTenDaysPer cent age"
t ype="Per cent DP2Type" mi nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="CNCOM' type="NonNegati veMonetaryType"
m nQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement name="ConfirnPrudential Regul atorNotified" type="xs:bool ean"
m nQccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement name="Connect edCount erparti es" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el ement nanme="CounterpartiesUnder2-5" m nQCccurs="0" maxCccurs="1">
<xs: conpl exType>
<xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs:group ref="OWhi chG oup"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="Count er partyAbove2-5" m nCccurs="0" maxCccur s="unbounded" >
<xs: conpl exType>
<Xxs:sequence>
<xs: group ref="ExposureG oup"/>
<xs:group ref="OWhi chG oup"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="Tot al G ossExposure" type="NonNegativeMonetaryType"
m nQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement name="Si gnificant Transacti ons" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs:el enent nanme="Transaction" m nQccurs="0" maxCccurs="unbounded">
<xs: conpl exType>
<xs:sequence>
<xs: el ement name="Counterparty" type="Stringl00Type" m nCccurs="1"/>
<xs: el ement name="Val ue" type="NonNegativeMnetaryType" m nQccurs="1"/>
<xs: el ement name="Percentage" type="Percent DP2Type" m nQccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
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</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
<xs:attributeG oup ref="Basi sCurrencyAndUni tsAttr G oup"/>
</ xs: conpl exType>
</ xs: el enent >
Element FSA008- Lar geExposures / G oupl nfo
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram © [ GroupFRNStructure
Groupinfo . .
Type GroupFRNStructure B @ © EENECT L
Type GroupFRNStructure
Properties content: conpl ex
minOccurs: 0
Model OtherGroupFirms{ 0,1}
Children OtherGroupFirms
| nst ance <G oupl nf 0>
<Q her GroupFi rms>{ 0, 1} </ Ot her G- oupFi r ns>
</ G oupl nf 0>
Sour ce <xs: el enent nanme="G oupl nfo" type="G oupFRNStructure" m nCccurs="0"/>

Element Gr oupFRNSt

ructure / Qther G oupFirns

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagr
agram OtherGroupFirms @4.9 0. FirmReferenceNumber |®
Properties content: conpl ex
minOccurs: 0
Model FirmReferenceNumber*
Children FirmReferenceNumber
| nst ance <Qt her Gr oupFi r ms>
<Fi r rRef er enceNunber >{ 0, unbounded} </ Fi r nRef er enceNunber >
</ & her G oupFi r ns>
Sour ce <xs: el enent nane="C her G oupFi rns" m nCccurs="0">

<xs: conpl exType>
<xs: sequence>
<xs: el enent nanme="FirnRef erenceNunber" type="FRNType" m nCccurs="0"
maxQccur s="unbounded"/ >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element O her G oupFirns / G oupFRNStructure / FirnReferenceNunber

Namespace urn:fsa-gov-uk:MER:FSA008:6
D'wram FirmReferenceNumber 9@
Type FRNType
Properties content: simpl e

minOccurs: 0

maxOccurs: unbounded
Facets pattern ([\-+]?[0-9]+) &

([1-9][0-9]{5})

Sour ce <xs: el enent nanme="FirnRef erenceNunber" type="FRNType" m nCccurs="0" maxQccurs="unbounded"/

>

Element FSA008- Lar

geExposures / UKI nt egr at edG oup

Namespace

urn:fsa-gov-uk:MER:FSA008:6
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Diagram
ag UKIntegratedGroup @@
Type “YesNoType
Type YesNoType
Properties content: sinpl e
minOccurs: 0
Facets enumeration yes
enumeration no
Sour ce <xs: el ement name="UKI nt egrat edG oup" type="YesNoType" m nQccurs="0"/>
Element FSA008- Lar geExposures / Lar geExposures
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram CapitalResourcesBIPRU10-5-3R @
Type MonetaryType
CapitalResourcesBIPRU10-5-4R
@ Type MenetaryType J@
(Gt )o—(@) '
Exposures |3
ConfirmPrudentialRegulatorNotified
Type ==:boolean
Properties content: conpl ex
minOccurs: 1
Model Capital ResourcesBIPRU10-5-3R , Capital ResourcesBIPRU10-5-4R , Exposures{ 0,1} ,
ConfirmPrudential Regul atorNotified
Children Capital ResourcesBIPRU10-5-3R, Capital ResourcesBIPRU10-5-4R, ConfirmPrudential RegulatorNotified, Exposures
| nst ance <Lar geExposur es>
<Capi t al Resour cesBl PRU10- 5- 3R>{ 1, 1} </ Capi t al Resour cesBl PRU10- 5- 3R>
<Capi t al Resour cesBl PRU10- 5- 4R>{ 1, 1} </ Capi t al Resour cesBl PRU10- 5- 4R>
<Exposur es>{0, 1} </ Exposur es>
<ConfirnPrudenti al Regul atorNoti fied>{1, 1} </ Confi rnPrudenti al Regul at or Noti fi ed>
</ Lar geExposur es>
Sour ce <xs: el enent name="Lar geExposures"” nminCccurs="1">

<xs: conpl exType>
<xs:sequence>
<xs: el enent nanme="Capit al Resour cesBl PRU10- 5- 3R" type="NMbonetaryType" m nCccurs="1"/>
<xs: el enent nanme="Capit al Resour cesBI PRU10- 5- 4R" type="NMbonetaryType" m nCccurs="1"/>
<xs: el enent nanme="Exposures" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent name="Exposure" m nCccurs="0" maxCOccur s="unbounded" >
<xs: conpl exType>
<xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs: group ref="C Whi chGroup"/ >
<xs: el enent name="Tr adi ngBookConcentrati onRi skExcesses" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent name="Per cent agel0- 5-4" type="Percent DP2Type"
m nCccurs="0"/>
<xs: el enent name="LessTenDaysPercent age" type="Percent DP2Type"
m nCccurs="0"/>
<xs: el enent name="Mr eTenDaysPer cent age" type="Percent DP2Type"
m nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >
<xs: el enent nanme="CNCOM' type="NonNegativeMonetaryType" m nCccurs="0"/>
<xs: el enent nanme="PDPer cent age" type="Percent DP2Type" mi nCccurs="0"/>
<xs: el enent nanme="LGDPer cent age" type="Percent DP2Type" m nQccurs="0"/>
<xs: el enent nanme="ELPercent age" type="Percent DP2Type" mi nCccurs="0"/>
<xs: el enent nanme="CreditRi skCapital Requirenent"
type="NonNegat i veMonet aryType" m nCccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el emrent >
<xs: el enent name="Total " mi nCccurs="0">




Schema documentation for FSA008-Schema.xsd

<xs: conpl exType>
<xs:sequence>
<xs: el ement nanme="Aggregate" type="Percent DP2Type" m nCccurs="0"/>

<xs: conpl exType>
<xs:sequence>
<xs: el enent name="LessTenDaysPer cent age" type="Percent DP2Type"
m nQccurs="0"/>
<xs: el ement name="Mor eTenDaysPer cent age" type="Percent DP2Type"
m nQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement name="ConfirnPrudential Regul atorNotified" type="xs:bool ean"
m nQccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Lar geExposures / FSA008- Lar geExposures / Capital Resour cesBl PRU10- 5- 3R

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram p
ag [CaprtalResnurcesBlPRmD—S—BRJ@@

Type MWonetaryType

Type MonetaryType

Properties content: sinpl e
minOccurs: 1

Facets total Digits 15
pattern ([\-+]?[0-9]+) & (-2

(([1-9][0-91*)]|0))
Sour ce <xs: el ement nanme="Capit al Resour cesBl PRU10- 5- 3R"' type="MonetaryType" m nCccurs="1"/>

Element Lar geExposures / FSA008- Lar geExposures / Capital Resour cesBl PRULO- 5- 4R

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram ;
ag [CaprtalResnurcesBlPRUm—S—tiRJe@
Type MWonetaryType
Type MonetaryType
Properties content: sinple
minOccurs: 1
Facets total Digits 15
pattern ([\-4]?[0-9]1+) & (-?
(([1-9][0-9]*)10))
Sour ce <xs: el enent nane="Capit al Resour cesBl PRU1O- 5- 4R" type="MonetaryType" m nCccurs="1"/>
Element Lar geExposures / FSA008- Lar geExposures / Exposures
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram 0.e0 Exposure |®
Exposures 94.9
e:; Total |@®
Properties content: conpl ex
minOccurs: 0
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Model Exposure* , Total{ 0,1}
Children Exposure, Total
| nst ance <Exposur es>
<Exposur e>{ 0, unbounded} </ Exposur e>
<Total >{0, 1} </ Tot al >
</ Exposur es>
Sour ce <xs: el enent nane="Exposures" m nCccurs="0">

<xs: conpl exType>
<xs:sequence>
<xs: el enent name="Exposure" m nCccurs="0" maxQccurs="unbounded">
<xs: conpl exType>
<xs:sequence>

<xs: group ref="ExposureG oup"/>

<xs: group ref="C Whi chG oup"/ >

<xs: el enent name="Tradi ngBookConcentrati onRi skExcesses" mi nCccurs="0">

<xs: conpl exType>
<xs:sequence>
<xs: el enent nane="Percentagel0-5-4" type="Percent DP2Type" mi nCccurs="0"/

<xs: el enent nane="LessTenDaysPercent age" type="Percent DP2Type"
m nCccurs="0"/>
<xs: el enent nane="Mr eTenDaysPer cent age" type="Percent DP2Type"
m nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el enent nane="CNCOM' type="NonNegati veMnetaryType" m nCccurs="0"/>
<xs: el enent nane="PDPer cent age" type="Percent DP2Type" m nCccurs="0"/>
<xs: el enent nane="LGDPer cent age" type="Percent DP2Type" m nQccurs="0"/>
<xs: el enent nane="ELPercentage" type="Percent DP2Type" m nCccurs="0"/>
<xs: el enent nane="CreditRi skCapital Requirement" type="NonNegativeMonetaryType
m nCQccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el enent nane="Total " m nQccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent nane="Aggregate" type="Percent DP2Type" m nCccurs="0"/>
<xs: el enent name="Tradi ngBookConcentrati onRi skExcesses" mi nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent nane="LessTenDaysPercent age" type="Percent DP2Type"

m nQccurs="0"/>
<xs: el enent nane="Mr eTenDaysPer cent age" type="Percent DP2Type"
m nQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el enent nane="CNCOM' type="NonNegati veMnetaryType" m nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Exposures / LargeExposures / FSA008-Lar geExposures / Exposure

Namespace

‘ urn:fsa-gov-uk:MER:FSA008:6
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Diagram

(& @a ExposureGroup

Counterparty ®

Type String100Type
GrossExposure ®
Type MNonNegativeMonetaryType

Percentage10-5-3

Type PercentDP2Type

FundedCreditProtection
Type MNonNegativeMonetaryType

UnfundedCreditProtection
Type NonNegativeMonetaryType

ExposureMitigation ®
Type MNonNegativeMonetaryType

(& Hy Of‘a'ufhichGruupE‘

e Ofhich |®
Exposure @9
= TradingBookConcentrationRiskExcesses |(3)

CHCOM
Type NonMegativeMonetaryType

POPercentage
Type PercentDP2Type

LGDPercentage
Type PercentDP2Type

ELPercentage
Type PercentDP2Type

CreditRizkCapitalRequirement ®
Type NonMegativeMonetaryType

Properties

content: conpl ex

minOccurs: 0

maxOccurs: unbounded

Model

Counterparty , GrossExposure, Percentagel0-5-3{0,1} , FundedCreditProtection{ 0,1}

, UnfundedCreditProtection{ 0,1} , ExposureMitigation , OfWhich{ 0,1} ,
TradingBookConcentrationRiskExcesses{ 0,1} , CNCOM{0,1} , PDPercentage{0,1} , LGDPercentage{0,1} ,
EL Percentage{ 0,1} , CreditRiskCapital Requirement

Children

CNCOM, Counterparty, CreditRiskCapital Requirement, EL Percentage, ExposureMitigation,
FundedCreditProtection, GrossExposure, L GDPercentage, Of Which, PDPercentage, Percentagel0-5-3,
TradingBookConcentrationRiskExcesses, UnfundedCreditProtection

I nst ance

<Exposur e>

<Count er party>{1, 1} </ Count er party>

<G ossExposure>{1, 1} </ Gr ossExposur e>

<Per cent age10- 5- 3>{ 0, 1} </ Per cent age10- 5- 3>

<FundedCredi t Prot ecti on>{0, 1} </ FundedCr edi t Prot ecti on>

<Unf undedCr edi t Prot ecti on>{0, 1} </ Unf undedCr edi t Pr ot ecti on>

<ExposureM tigation>{1, 1} </ ExposureM ti gati on>

<Tr adi ngBookConcent rati onRi skExcesses>{0, 1} </ Tr adi ngBookConcentrati onRi skExcesses>

<CNCOW{ 0, 1} </ CNCOW>

<PDPer cent age>{ 0, 1} </ PDPer cent age>

<LGDPer cent age>{ 0, 1} </ LGDPer cent age>

<ELPer cent age>{ 0, 1} </ ELPer cent age>

<Credi t Ri skCapi tal Requi renent>{1, 1} </ Credi t Ri skCapi t al Requi r enent >
</ Exposur e>

Sour ce

<xs: el enent nane="Exposure" m nCccurs="0" maxCccur s="unbounded" >
<xs: conpl exType>
<xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs:group ref="O Wi chG oup"/>
<xs: el enent nane="Tradi ngBookConcentrati onRi skExcesses" m nQccurs="0">
<xs: conpl exType>
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<XS:sequence>

</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

m nQccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

<xs: el ement name="Per centagel0-5-4" type="Percent DP2Type" m nQccurs="0"/>
<xs: el ement name="LessTenDaysPer cent age" type="Percent DP2Type"
<xs: el ement name="Mor eTenDaysPer cent age" type="Percent DP2Type"

m nCccurs="0"/>
m nCccurs="0"/>

<xs: el ement name="CNCOM' type="NonNegativeMnetaryType" m nCccurs="0"/>
<xs: el ement nanme="PDPer cent age" type="Percent DP2Type" m nQccurs="0"/>
<xs: el ement nanme="LGDPer cent age" type="Percent DP2Type"
<xs: el ement name="ELPer centage" type="Percent DP2Type" m nQccurs="0"/>

<xs: el ement nanme="CreditRi skCapital Requi rement" type="NonNegativeMbnetaryType"

m nCccurs="0"/>

Element ExposureGroup / Counterparty

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
Type Siring100Type
Type String100Type
Properties content: sinple
minOccurs: 1
Facets minLength 1
maxLength 100
Sour ce <xs: el ement name="Counterparty" type="Stringl00Type" m nCccurs="1"/>

Element ExposureGroup / G ossExposure

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram GrossExposure : N

[Type NnnNegativeMnnetaryType]e V NDnNegatNeMnnetaryType)@
Type NonNegativeMonetary Type
Type hierarchy * Xsinteger

* MonetaryType
* NonNegativeMonetary Type

Properties content: sinpl e

minOccurs: 1
Facets total Digits 15

mininclusive 0

pattern ([\-4]?[0-9]1+) & (-?

(([1-91[0-91%)10))

Sour ce <xs: el ement name="G ossExposure" type="NonNegativeMnetaryType" m nCccurs="1"/>

Element ExposureGroup / PercentagelO-5-3

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag Percentage10-5-3 @@
Type PercentDPZType
Type PercentDP2Type
Properties content: sinple
minOccurs: 0
Facets pattern -2([1-9][0-9]{0, 14}|
0)\.[0-9]{2}

10
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Sour ce ‘<xs: el ement nane="Per cent agel0-5-3" type="Percent DP2Type" mi nQccurs="0"/>

Element ExposureGroup / FundedCreditProtection

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram FundedCreditProtaction

Or=——{ [ NonNegativeMonetaryType |@®
Type NonNegativeMonetaryType )

Type NonNegativeMonetary Type

Type hierarchy * Xxsinteger
* MonetaryType

« NonNegativeMonetaryType

Properties content: sinple
minOccurs: 0
Facets total Digits 15
mininclusive 0
pattern ([\-+4]?[0-9]+) & (-?

(([1-9][0-9]*)]10))

Sour ce <xs: el ement nanme="FundedCreditProtection" type="NonNegativeMonetaryType"

m nCccurs="0"/>

Element Exposur eGroup / UnfundedCredit Protection

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram UnfundedCreditProtection

Or=——{ [ NonNegativeMonetaryType |@®
Type NonNegativeMonetaryType )

Type NonNegativeMonetary Type

Type hierarchy * Xxsinteger
* MonetaryType

« NonNegativeMonetaryType

Properties content: sinple
minOccurs: 0
Facets total Digits 15
mininclusive 0
pattern ([\-+]?[0-9]+) & (-?

(([1-9][0-9]*)]10))

Sour ce <xs: el ement nanme="UnfundedCreditProtection" type="NonNegativeMonetaryType"

m nCccurs="0"/>

Element ExposureG oup / ExposureMtigation

Namespace urn:fsa-gov-uk:MER:FSA008:6
Di agram ExposureMitigation : -
[Type NonNeg ativer.'lunetaryT‘,rpeJ © V B Ve )®
Type NonNegativeMonetary Type
Type hierarchy * Xxsinteger

* MonetaryType

* NonNegativeMonetaryType

Properties content: sinple
minOccurs: 1

Facets total Digits 15
mininclusive 0

1
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([\-4]?[0-9]1+) & (-?
(([1-9][0-9]1*)|0))

pattern

Sour ce

m nCccurs="1"/>

<xs: el ement nane="ExposureM tigation" type="NonNegativeMonetaryType"

Element Of Whi chGroup / O Wi ch

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

ExemptExposures |(5)

OfWhich e—. Q

HonExemptExposures |3

Properties

content: conpl ex

minOccurs: 0

Model

ExemptExposures{ 0,1} , NonExemptExposures{ 0,1}

Children

ExemptExposures, NonExemptExposures

| nst ance

<Of Whi ch>

<Exenpt Exposur es>{ 0, 1} </ Exenpt Exposur es>
<NonExenpt Exposur es>{ 0, 1} </ NonExenpt Exposur es>
</ Of Whi ch>

Sour ce

<xs: el ement name="O Whi ch" m nQccurs="0">
<xs: conpl exType>
<Xs:sequence>
<xs: el enent nanme="Exenpt Exposur es"
<xs: conpl exType>
<Xs:sequence>
<xs: el ement
<xs: el ement
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >
<xs: el enent name="NonExenpt Exposur es"
<xs: conpl exType>
<Xs:sequence>
<xs: el ement
m nCccurs="0"/>
<xs: el ement
m nCccurs="0"/>
<xs: el ement
<xs: el ement
<xs: el ement
</ xs: sequence>
</ xs: conpl exType>
</ xs: el emrent >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >

m nCccurs="0">

m nCccurs="0"/>
m nCccurs="0"/>

name="Amount" type="NonNegat i veMonet aryType"
name="Exenpt Per cent age" type=""Per cent DP2Type"

m nCccurs="0">

nanme="NonTr adi ngBook" type="NonNegativeMbnetaryType"
nanme="NonTr adi ngBookPer cent age" type="Percent DP2Type"
nanme="Tr adi ngBook" type="NonNegativeMonetaryType" m nQccurs="0"/>

nanme="Tr adi ngBookPer cent age" type="Percent DP2Type" m nCccurs="0"/>
nanme="Aggr egat ePer cent age" type="Percent DP2Type" m nCccurs="0"/>

m

lement OF Whi ch /

O Whi chGroup / Exenpt Exposures

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

Amount

Type MNonNegativeMonetaryType

ExemptExposures @—. ]

ExemptPercentage
Type PercentDP2Type

Properties

content: conpl ex

minOccurs: 0

Model

Amount{0,1} , ExemptPercentage{ 0,1}

Children

Amount, ExemptPercentage

| nst ance

<Exenpt Exposur es>

<Amount >{ 0, 1} </ Anount >

<Exenpt Per cent age>{ 0, 1} </ Exenpt Per cent age>
</ Exenpt Exposur es>

Sour ce

<xs: el ement name="Exenpt Exposures" m nCQccurs="0">
<xs: conpl exType>
<xs:sequence>

<xs: el ement

m nCccurs="0"/>

name="Amount" type="NonNegati veMonet aryType"

12
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<xs: el ement name="Exenpt Per cent age" type="Percent DP2Type"
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

m nCccurs="0"/>

Element Exenpt Exposures / O Wiich / O Wi chG oup / Amount

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diwram Amount : -

Type NonNegativeMonetaryType © V NunNegatNeMnnetaryType)@
Type NonNegativeMonetary Type
Type hierarchy * Xxsinteger

* MonetaryType
* NonNegativeMonetary Type

Properties content: sinmpl e

minOccurs: 0
Facets total Digits 15

mininclusive 0

pattern ([\-4]?[0-9]1+) & (-?

(([1-9]1[0-9]%)10))

Sour ce <xs: el enent nane="Anpunt" type="NonNegati veMnetaryType" m nCccurs="0"/>

Element Exenpt Exposures / O Wiich / OWichG oup / Exenpt Percent age

m

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag ExemptPercentage e@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="Exenpt Percent age" type="Percent DP2Type" m nQccurs="0"/>

lement OF Whi ch / OFWhi chGroup / NonExenpt Exposur es
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram NonTradingBook
Type WNonMegativeMonetaryType
NonTradingBookPercentage
Type PercentDP2Type
NonExemptExposures @4.9 Do
Type WNonMegativeMonetaryType
TradingBookPercentage
Type PercentDP2Type
AggregatePercentage
Type PercentDP2Type
Properties content: conpl ex
minOccurs: 0
Model NonTradingBook{ 0,1} , NonTradingBookPercentage{ 0,1} , TradingBook{ 0,1} , TradingBookPercentage{ 0,1} ,
AggregatePercentage{ 0,1}
Children AggregatePercentage, NonTradingBook, NonTradingBookPercentage, TradingBook, TradingBookPercentage

13
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| nst ance <NonExenpt Exposur es>
<NonTr adi ngBook>{ 0, 1} </ NonTr adi ngBook>
<NonTr adi ngBookPer cent age>{ 0, 1} </ NonTr adi ngBookPer cent age>
<Tr adi ngBook>{ 0, 1} </ Tr adi ngBook>
<Tr adi ngBookPer cent age>{ 0, 1} </ Tr adi ngBookPer cent age>
<Aggr egat ePer cent age>{ 0, 1} </ Aggr egat ePer cent age>
</ NonExenpt Exposur es>

Sour ce <xs: el ement nanme="NonExenpt Exposures" m nCccurs="0">
<xs: conpl exType>
<Xs:sequence>
<xs: el ement nanme="NonTradi ngBook" type="NonNegativeMbnetaryType" m nCccurs="0"/>
<xs: el ement nanme="NonTr adi ngBookPer cent age" type="Percent DP2Type" m nQccurs="0"/>
<xs: el ement nanme="Tradi ngBook" type="NonNegativeMonetaryType" m nQccurs="0"/>
<xs: el ement nanme="Tradi ngBookPer cent age" type="Percent DP2Type" m nCccurs="0"/>
<xs: el ement name="Aggr egat ePer cent age" type="Percent DP2Type" mi nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element NonExenpt Exposures / O Wiich / O WichGoup / NonTradi ngBook

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram NonTradingBook

Type NonNegativeMonetaryType

@—( [ NonNegativeMonetaryType )@

Type NonNegativeMonetary Type

Type hierarchy * Xsinteger
* MonetaryType

* NonNegativeMonetary Type

Properties content: sinple
minOccurs: 0
Facets total Digits 15
mininclusive 0
pattern ([\-4]?[0-9]1+) & (-?
(([1-9]1[0-91%)10))
Sour ce <xs: el ement nanme="NonTr adi ngBook" type="NonNegativeMonetaryType" m nCccurs="0"/>

Element NonExenpt Exposures / O Wiich / O Wi chGoup / NonTradi ngBookPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram i
ag NonTradingBookPercentage 9@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinmpl e

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="NonTr adi ngBookPer cent age" type="Percent DP2Type" m nQccurs="0"/>

Element NonExenpt Exposures / O Which / O Wi chG oup / Tradi ngBook

Namespace urn:fsa-gov-uk:MER:FSA008:6

Di agram TradingBook
Type NonNegativeMonetaryType

e—( [# NonNegativeMonetaryType )@

Type NonNegativeM onetary Type

Type hierarchy * Xxsinteger

* MonetaryType

14
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« NonNegativeMonetary Type

Properties content: sinpl e

minOccurs: 0
Facets total Digits 15

mininclusive 0

pattern ([\-4]?[0-9]1+) & (-?

(([1-91[0-91%)10))

Sour ce <xs: el ement nanme="Tradi ngBook" type="NonNegativeMonetaryType" m nQccurs="0"/>

Element NonExenpt Exposures / O Wi ch / O Wi chG oup / Tradi ngBookPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram i
g TradingBookPercentage 9@

Type PercentDP2Type
Type PercentDP2Type
Properties content: simpl e

minOccurs: 0
Facets pattern -2([1-9][0-9]1{0, 14} |

0)\.[0-9]{2}

Sour ce <xs: el ement name="Tradi ngBookPer cent age" type="Percent DP2Type" m nCccurs="0"/>

Element NonExenpt Exposures / O Wi ch / O Wi chGoup / Aggregat ePercent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diwram AggregatePercentage 9@

Type PercentDPZ2Type
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]1{2}

Sour ce <xs: el enent nane="Aggr egat ePer cent age" type="Percent DP2Type" m nQccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008-Lar geExposures /
Tr adi ngBookConcentrati onRi skExcesses

Namespace urn:fsa-gov-uk:MER:FSA008:6
Di agram Percentage10-5-4
Type PercentDP2Type
TradingBookConcentrationRiskExcesses 64. o] LessTenDaysPercentage (O]
Type PercentDP2Type
MoreTenDaysPercentage
Type PercentDP2Type
Properties content: conpl ex
minOccurs: 0
Model Percentage10-5-4{ 0,1} , LessTenDaysPercentage{ 0,1} , MoreTenDaysPercentage{ 0,1}
Children LessTenDaysPercentage, MoreTenDaysPercentage, Percentagel0-5-4
| nst ance <Tr adi ngBookConcentrati onRi skExcesses>
<Per cent agel0- 5- 4>{ 0, 1} </ Per cent age10- 5- 4>
<LessTenDaysPer cent age>{ 0, 1} </ LessTenDaysPer cent age>
<Mor eTenDaysPer cent age>{ 0, 1} </ Mor eTenDaysPer cent age>

15
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</ Tr adi ngBookConcentrati onRi skExcesses>

Sour ce <xs: el enent name="Tr adi ngBookConcentrati onRi skExcesses" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent nanme="Percentagel0-5-4" type="Percent DP2Type" m nCccurs="0"/>
<xs: el enent nane="LessTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>
<xs: el enent nanme="MoreTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el emrent >

Element Tr adi ngBookConcentrati onRi skExcesses / Exposure / Exposures /
Lar geExposures / FSA008- LargeExposures / PercentagelO-5-4

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag Percentage10-5-4 @@

Type PercentDPZType
Type PercentDP2Type
Properties content: simpl e

minOccurs: 0
Facets pattern -2([1-9][0-9]1{0, 14} |

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="Per centagel0-5-4" type="Percent DP2Type" mi nQccurs="0"/>

Element Tr adi ngBookConcentrati onRi skExcesses / Exposure / Exposures /
Lar geExposures / FSA008- LargeExposures / LessTenDaysPercent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag LezsTenDaysPercentage @@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="LessTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>

Element Tr adi ngBookConcentrati onRi skExcesses / Exposure / Exposures /
Lar geExposures / FSA008- LargeExposures / MoreTenDaysPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
g MoreTenDaysPercentage @@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="MoreTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008- Lar geExposures / CNCOM

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram CNEOW

(Ow={ [ NonNegativeMonetaryType |@®
Type NonNegativeMonetaryType )

16
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Type NonNegativeMonetary Type
Type hierarchy * Xxsinteger
* MonetaryType
« NonNegativeMonetary Type

Properties content: sinple

minOccurs: 0
Facets total Digits 15

mininclusive 0

pattern ([\-+4]?[0-9]1+) & (-?

(([1-9]1[0-9]%)10))

Sour ce <xs: el enent name="CNCOM' type="NonNegativeMonetaryType" mi nCccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008-Lar geExposures /

PDPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag PDPercentage @@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nane="PDPer cent age" type="Percent DP2Type" mi nQccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008-Lar geExposures /

LGDPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
g LGDPercentage 6@

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="LGDPer cent age" type="Percent DP2Type" m nCccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008-Lar geExposures /

ELPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
ag ELPercentage @@
Type PercentDPZType
Type PercentDP2Type
Properties content: sinple
minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|
0)\.[0-9]{2}

17
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Sour ce

<xs: el ement nanme="ELPer centage" type="Percent DP2Type" m nQccurs="0"/>

Element Exposure / Exposures / LargeExposures / FSA008-Lar geExposures /
Credi t R skCapi t al Requi r ement

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram CreditRiskCapitalRequirement / -
[T*_.rpe NnnNegativeMnnetaryType]e V NnnNegatNeMnnetaryT‘,rpe)@
Type NonNegativeMonetary Type
Type hierarchy * Xsinteger
* MonetaryType
* NonNegativeMonetary Type
Properties content: sinple
minOccurs: 1
Facets total Digits 15
mininclusive 0
pattern ([\-+]?[0-9]1+) & (-?
(([1-91[0-91%)10))
Sour ce <xs: el ement nanme="CreditRi skCapital Requi rement" type="NonNegativeMbnetaryType"
m nCccurs="1"/>

Element Exposures / LargeExposures / FSA008-Lar geExposures / Tot al

Namespace urn:fsa-gov-uk:MER:FSA008:6
Dlagram Aggregate
Type PercentDP2Type
Total 94.9 TradingBookConcentrationRiskExcesses |2
CNCOM
Type NonNegativeMonetaryType
Properties content: conpl ex
minOccurs: 0
Model Aggregate{ 0,1} , TradingBookConcentrationRiskExcesses{ 0,1} , CNCOM{0,1}
Children Aggregate, CNCOM, TradingBookConcentrationRiskExcesses
I nst ance <Total >
<Aggr egat e>{ 0, 1} </ Aggr egat e>
<Tr adi ngBookConcentrati onRi skExcesses>{0, 1} </ Tr adi ngBookConcentrati onRi skExcesses>
<CNCOW{ 0, 1} </ CNCOW>
</ Total >
Sour ce <xs: el enent nanme="Total " m nQccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el ement nane="Aggregate" type="Percent DP2Type" mi nCccurs="0"/>
<xs: el enent nane="Tr adi ngBookConcentrati onRi skExcesses" m nQccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el ement nane="LessTenDaysPer cent age" type="Percent DP2Type" mi nCccurs="0"/>
<xs: el ement nane="MoreTenDaysPer cent age" type="Percent DP2Type" mi nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="CNCOM' type="NonNegativeMonetaryType" minQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Tot al

| Exposures / LargeExposures / FSA008-LargeExposures / Aggregate

Namespace

‘ urn:fsa-gov-uk:MER:FSA008:6
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Diagram

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 0
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nane="Aggregate" type="Percent DP2Type" m nCccurs="0"/>

Element Tot al
Tradi ngBookConcentrati onRi skExcesses

| Exposures / LargeExposures / FSA008-Lar geExposures /

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram LessTenDaysPercentage

Type PercentDPZType
TradingBookConcentrationRiskExcesses 94.9

MoreTenDaysPercentage
Type PercentDP2Type

Properties content: conpl ex
minOccurs: 0
Model LessTenDaysPercentage{ 0,1} , MoreTenDaysPercentage{ 0,1}
Children LessTenDaysPercentage, MoreTenDaysPercentage
| nst ance <Tr adi ngBookConcentrati onRi skExcesses>

<LessTenDaysPer cent age>{ 0, 1} </ LessTenDaysPer cent age>
<Mor eTenDaysPer cent age>{ 0, 1} </ Mor eTenDaysPer cent age>
</ Tr adi ngBookConcentrati onRi skExcesses>

Sour ce
<xs: conpl exType>
<Xs:sequence>
<xs: el ement name="LessTenDaysPer cent age" type="Percent DP2Type"
<xs: el ement name="Mor eTenDaysPer cent age" type="Percent DP2Type"
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

<xs: el ement nanme="Tradi ngBookConcentrati onRi skExcesses" m nCccurs="0">

m nCccurs="0"/>
m nCccurs="0"/>

Element Tr adi ngBookConcentrati onRi skExcesses / Total / Exposures /

Lar geExposures / FSA008- Lar geExposures / LessTenDaysPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram
LessTenDaysPercentage
i 3 =] [7 PercentDP2Type @

Type PercentDP2Type

Type PercentDP2Type
Properties content: simpl e
minOccurs: 0
Facets pattern -2([1-9][0-9]1{0, 14} |

0)\.[0-9]{2}

Sour ce

<xs: el ement name="LessTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>

Element Tr adi ngBookConcentrati onRi skExcesses / Total / Exposures /

Lar geExposures / FSA008- Lar geExposures / ©MoreTenDaysPer cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram
MoreTenDaysPercentage
2 < (=] [/ PercentDP2Type |®

Type PercentDP2Type

Type PercentDP2Type
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Properties content: simpl e

minOccurs: 0
Facets pattern -2([1-9][0-9]1{0, 14} |

0)\.[0-9]{2}
Sour ce <xs: el ement name="MoreTenDaysPer cent age" type="Percent DP2Type" m nCccurs="0"/>
Element Total / Exposures / LargeExposures / FSA008-Lar geExposures / CNCOM

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram CNCOM : ;

Type NonNegativeMonetaryType © V NunNegatNeMunetaryT‘,rpe)@
Type NonNegativeMonetary Type
Type hierarchy e Xsinteger

* MonetaryType
« NonNegativeMonetary Type

Properties content: sinple

minOccurs: 0
Facets total Digits 15

mininclusive 0

pattern ([\-+4]?[0-9]1+) & (-?

(([1-9]1[0-9]%)10))

Sour ce <xs: el enent name="CNCOM' type="NonNegativeMonetaryType" mi nCccurs="0"/>

Element Lar geExposures / FSA008- Lar geExposures /
ConfirnmPrudenti al Regul at orNoti fi ed

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram = =
[ ConfirmPrudentialRegulatorN otified J 9
Type xs:boolean
Type xs:boolean
Properties content: sinple
minOccurs: 1
Sour ce <xs: el enent nanme="ConfirnPrudential Regul atorNotified" type="xs:boolean" m nCccurs="1"/>

Element FSA008- Lar geExposures / Connect edCounterparties

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram CounterpartiesUnder2-5 |®
0.00
ConnectedCounterparties @9 Counterparty/boveZ-5 |®
TotalGrossExposure
Type NonNegativeMonetaryType
Properties content: conpl ex
minOccurs: 0
Model CounterpartiesUnder2-5{0,1} , CounterpartyAbove2-5* , Total GrossExposure{ 0,1}
Children CounterpartiesUnder2-5, CounterpartyAbove2-5, Total GrossExposure
| nst ance <Connect edCount er parti es>
<Count er parti esUnder 2- 5>{ 0, 1} </ Count er par ti esUnder 2- 5>
<Count er par t yAbove2- 5>{ 0, unbounded} </ Count er par t yAbove2- 5>
<Tot al Gr ossExposur e>{ 0, 1} </ Tot al G ossExposur e>
</ Connect edCount er parti es>
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Sour ce

<xs: el ement nanme="Connect edCount erparti es" m nCccurs="0">
<xs: conpl exType>
<Xs:sequence>
<xs: el ement nanme="CounterpartiesUnder2-5" m nQccurs="0" maxQccurs="1">
<xs: conpl exType>
<Xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs: group ref="C Whi chG oup"/ >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el enent nane="Count er partyAbove2-5" m nCccurs="0" maxCccur s="unbounded" >
<xs: conpl exType>
<Xs:sequence>
<xs: group ref="ExposureG oup"/>
<xs: group ref="C Whi chGoup"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="Tot al G ossExposure" type="NonNegativeMnetaryType" m nCccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Connect edCount erparti es / FSA008-Lar geExposures /
Count erparti esUnder 2-5

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

© §a ExposureGroup

Counterparty ®
Type String100Type

GrossExposure ®
Type NonNegativeMonetaryType

Percentage10-5-3

Type PercentDP2Type

FundedCreditProtection
Type NonNegativeMonetaryType

UnfundedCreditProtection
Type NonNegativeMonetaryType

CounterpartiesUnder2-5 @4. e [ ExposureNitigation }

Type NonNegativeMonetaryType

2 s Of‘NhichGruupE‘

9 Ofwhich |®

Properties

content: conpl ex

minOccurs: 0

maxOccurs: 1

Model

Counterparty , GrossExposure , Percentagel0-5-3{0,1} , FundedCreditProtection{ 0,1} ,
UnfundedCreditProtection{ 0,1} , ExposureMitigation , OfWhich{ 0,1}

Children

Counterparty, ExposureMitigation, FundedCreditProtection, GrossExposure, Of Which, Percentagel0-5-3,
UnfundedCreditProtection

| nst ance

<Count er parti esUnder 2- 5>
<Count er party>{1, 1} </ Count er party>
<G ossExposure>{1, 1} </ G ossExposur e>
<Per cent agel0- 5- 3>{ 0, 1} </ Per cent age10- 5- 3>
<FundedCredi t Prot ecti on>{0, 1} </ FundedCr edi t Pr ot ecti on>
<Unf undedCredi t Prot ecti on>{0, 1} </ Unf undedCr edi t Pr ot ecti on>
<ExposureM tigation>{1, 1} </ ExposureM ti gati on>

</ Count er par ti esUnder 2- 5>

Sour ce

<xs: el enent nanme="CounterpartiesUnder2-5" m nCccurs="0" maxCccurs="1">
<xs: conpl exType>
<xs:sequence>
<xs: group ref="ExposureG oup"/>
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<xs:group ref="O Wi chG oup"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Connect edCount erparti es / FSA008- Lar geExposures / Counter partyAbove2-5

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

O Ia ExpusureGruupE‘

Counterparty ®

Type String100Type
GrosgsExposure ®
Type MNonNegativeMonetaryType

Percentage10-5-3

Type PercentDP2Type |

FundedCreditProtection
Type MonNegativeMonetaryType |

UnfundedCreditProtection
Type MNonNegativeMonetaryType

Count Above2-5
ounterpartyAbov 94.9' [ Exposurehiiigation ]

Type MNonNegativeMonetaryType

© §a OfWhichGroup
£

9 Ofithich ®

Properties

content: conpl ex

minOccurs: 0

maxOccurs: unbounded

Model

Counterparty , GrossExposure , Percentagel0-5-3{0,1} , FundedCreditProtection{ 0,1} ,
UnfundedCreditProtection{ 0,1} , ExposureMitigation , OfWhich{ 0,1}

Children

Counterparty, ExposureMitigation, FundedCreditProtection, GrossExposure, Of Which, Percentagel0-5-3,
UnfundedCreditProtection

I nst ance

<Count er par t yAbove2- 5>
<Count er party>{1, 1} </ Count er party>
<G ossExposure>{1, 1} </ Gr ossExposur e>
<Per cent age10- 5- 3>{ 0, 1} </ Per cent age10- 5- 3>
<FundedCredi t Prot ecti on>{0, 1} </ FundedCr edi t Prot ecti on>
<Unf undedCr edi t Prot ecti on>{0, 1} </ Unf undedCr edi t Pr ot ecti on>
<ExposureM tigation>{1, 1} </ ExposureM ti gati on>

</ Count er par t yAbove2- 5>

Sour ce

<xs: el ement nanme="Count er partyAbove2-5" m nCccurs="0" nmaxQccur s="unbounded" >
<xs: conpl exType>
<Xxs:sequence>
<xs: group ref="ExposureG oup"/>
<xs: group ref="C Whi chG oup"/ >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Connect edCount erparti es / FSA008-Lar geExposures / Tot al G ossExposure

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

TotalGrossExposure

G)—( [ MNonNegativeMonetaryType )@

Type NonNegativeMonetaryType

Type

NonNegativeMonetary Type

Type hierarchy

* Xxsinteger
* MonetaryType

« NonNegativeMonetaryType
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Properties content: simpl e
minOccurs: 0
Facets total Digits 15
mininclusive 0
pattern ([\-4]?[0-9]1+) & (-?
(([1-9][0-9]*)10))
Sour ce <xs: el ement nanme="Tot al G ossExposure" type="NonNegativeMnetaryType" m nCccurs="0"/>

Element FSA008- Lar geExposures / Signifi cant Transacti ons

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
o SignificantTransactions. 94.6 0. Transaction |®
Properties content: conpl ex
minOccurs: 0
Model Transaction*
Children Transaction
| nst ance <Si gni fi cant Transacti ons>
<Transacti on>{ 0, unbounded} </ Tr ansacti on>
</ Si gni ficant Transacti ons>
Sour ce <xs: el enent name="Si gni ficant Transacti ons" m nQccurs="0">

<xs: conpl exType>
<xs:sequence>
<xs: el enent name="Transaction" m nCccurs="0" maxQccur s="unbounded">
<xs: conpl exType>
<xs: sequence>
<xs: el enent nanme="Counterparty" type="Stringl00Type" m nCccurs="1"/>
<xs: el enent nanme="Val ue" type="NonNegativeMnetaryType" m nCccurs="1"/>
<xs: el enent nanme="Percentage" type="Percent DP2Type" m nCccurs="1"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >

Element Si gni fi cant Transacti ons / FSA008- Lar geExposures / Transaction

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

Counterparty

Type String100Type
Value

Type NonNegativeMonetaryType

Percentage
Type PercentDP2Type

©

Transaction @—.

Properties

content: conpl ex

minOccurs: 0

maxOccurs: unbounded

Model

Counterparty , Vaue, Percentage

Children

Counterparty, Percentage, Value

| nst ance

<Transaction>
<Count er party>{1, 1} </ Count er party>
<Val ue>{1, 1} </ Val ue>
<Per cent age>{ 1, 1} </ Per cent age>

</ Transacti on>

Sour ce

<xs: el enent name="Transaction" m nQccurs="0" maxCccur s="unbounded" >
<xs: conpl exType>
<xs:sequence>
<xs: el enent nanme="Counterparty" type="Stringl00Type" m nCccurs="1"/>

<xs: el enent nanme="Val ue" type="NonNegativeMnetaryType" m nCccurs="1"/>
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</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >

Element Transacti on / Significant Transactions / FSA008- Lar geExposures /
Count erparty

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
Type String100Type
Type String100Type
Properties content: simpl e
minOccurs: 1
Facets minLength 1
maxLength 100
Sour ce <xs: el enent nanme="Counterparty" type="Stringl00Type" m nCccurs="1"/>

Element Transacti on / SignificantTransacti ons / FSA008-Lar geExposures / Val ue

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diwram Value : -

[Type NunNegat'n.rer.'IunetaryTypeJ9 V NnnNegatNeMunetaryType)@
Type NonNegativeMonetary Type
Type hierarchy e Xxsinteger

* MonetaryType
« NonNegativeMonetary Type

Properties content: sinmpl e

minOccurs: 1
Facets total Digits 15

mininclusive 0

pattern ([\-4]?[0-9]1+) & (-?

(([1-9]1[0-9]%)10))

Sour ce <xs: el enent nane="Val ue" type="NonNegativeMnetaryType" m nCccurs="1"/>

Element Transacti on / SignificantTransactions / FSA008- Lar geExposures /

Per cent age

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
" G e

Type PercentDPZType
Type PercentDP2Type
Properties content: sinple

minOccurs: 1
Facets pattern -?2([1-9][0-9]{0, 14}|

0)\.[0-9]{2}

Sour ce <xs: el ement nanme="Percentage" type="Percent DP2Type" mi nQccurs="1"/>

Element Groupl nfoStructure / G oupReference

Namespace

urn:fsa-gov-uk:MER:FSA008:6
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Diagram GroupReference 9@
Type GroupCodeType
Properties content: simpl e
minOccurs: 0
Facets pattern [A-Z][0-9]{4}
Sour ce <xs: el ement name="G oupRef erence" type="G oupCodeType" m nCccurs="0"/>

Element Groupl nfoStructure / O her G oupFi rns

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram
o OtherGroupFirms @4.@ FirmReferenceNumber |®
Properties content: conpl ex
minOccurs: 0
Model FirmReferenceNumber*
Children FirmReferenceNumber
I nst ance <Qt her Gr oupFi r ms>
<Fi r nRef er enceNunber >{ 0, unbounded} </ Fi r nRef er enceNunber >
</ & her G oupFi r ms>
Sour ce <xs: el enent nanme="C her G oupFi rns" m nCccurs="0">
<xs: conpl exType>
<xs:sequence>
<xs: el enent nanme="FirnRef erenceNunber" type="FRNType" m nCccurs="0"
maxQccur s=" unbounded"/ >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el ement >

Element O her G oupFirns / GrouplnfoStructure / FirnReferenceNunber

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram FirmReferenceNumber @@
Type FRNType
Properties content: sinple
minOccurs: 0
maxOccurs: unbounded
Facets pattern ([\-+]1?[0-9]+) &
([1-91[0-9]1{5})
Sour ce <xs: el ement nanme="Fi rnRef erenceNunber" type="FRNType" m nCQccurs="0" nmaxQccurs="unbounded"/
>

Complex Types

Complex Type G oupFRNSt ruct ur e

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram 94.9 OtherGroupFirms |
Used by Element FSA008-L argeExposures/Groupl nfo
Model OtherGroupFirms{ 0,1}
Children OtherGroupFirms
Sour ce <xs: conpl exType nanme="Gr oupFRNSt ruct ure">

<xs: sequence>

<xs: el enent nanme="C her G oupFi rns" m nCccurs="0">
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</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>

<xs: conpl exType>
<xs:sequence>
<xs: el ement
maxQccur s=" unbounded"/ >
</ xs: sequence>
</ xs: conpl exType>

Complex Type Groupl nf oStructure

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

[l GroupinfoStructure @—. ©

GroupReference |

OtherGroupFirms |(&

Model

GroupReference{ 0,1} , OtherGroupFirms{ 0,1}

Children

GroupReference, OtherGroupFirms

Sour ce
<xs:sequence>
<xs: el ement
<xs: el ement

</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>

nanme=" G oupRef erence" type="G oupCodeType"
name="Q her G oupFi rms" m nCccurs="0">
<xs: conpl exType>
<Xs:sequence>
<xs: el enent
maxQccur s="unbounded"/ >
</ xs: sequence>
</ xs: conpl exType>

<xs: conpl exType nanme="G oupl nfoStructure">

m nCccurs="0"/>

nanme="Fi r nRef er enceNunber" type="FRNType" m nCccurs="0"

Simple Types

Simple Type FRNType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (7 FRNT‘,rpe)@—(V xs:integer)
Type restriction of xsiinteger
Facets pattern ([\-+]?[0-9]+) &
([1-91[0-91{5})
Used by Elements GroupFRN Structure/OtherGroupFirms/FirmReferenceNumber, Groupl nfoStructure/
OtherGroupFirms/FirmReferenceNumber
Sour ce <xs: si npl eType nane="FRNType">
<xs:restriction base="xs:integer">
<xs:pattern value="[1-9][0-9]{5}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type YesNoType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V YeanType)@—(V xs:string)
Type restriction of xs:string
Facets enumeration yes
enumeration no
Used by Element FSA008-L argeExposures/UK I ntegratedGroup
Sour ce <xs:sinpl eType name="YesNoType">
<xs:restriction base="xs:string">
<xs:enuneration val ue="yes"/>
<xs:enuneration val ue="no"/>
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</xs:restriction>
</ xs: si npl eType>

Simple Type Monet aryType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V MnnetaryType)@—(V xs:integer)
Type restriction of xs.integer
Facets total Digits 15
pattern ([\-+4]?[0-9]1+) & (-?
(([1-91[0-91%)10))
Used by Elements FSA008-L argeExposures/L argeExposures/Capital ResourcesBIPRU10-5-3R, FSA008-
L argeExposures/L argeExposures/Capital ResourcesBIPRU10-5-4R
Simple Type NonNegativeMonetary Type
Sour ce <xs: si npl eType nanme="Monet aryType">
<xs:restriction base="xs:integer">
<xs:pattern value="-?(([1-9][0-9]*)|0)"/>
<xs:totalDigits val ue="15"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Stri ngl00Type

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram ( [ String1DDType)@—( [# xs:string )
Type restriction of xs:string
Facets minLength 1
maxLength 100
Used by Elements ExposureGroup/Counterparty, FSA008-L argeExposures/SignificantTransactions/
Transaction/Counterparty
Sour ce <xs: si npl eType nane="Stringl00Type">
<xs:restriction base="xs:string">
<xs: maxLengt h val ue="100"/>
<xs: m nLength val ue="1"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type NonNegat i veMbnet aryType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V NunNegat'n.reMunetaryT}rpe)@ [# MonetaryType )@
Type restriction of Monetary Type
Type hierarchy * Xxsinteger
* MonetaryType
« NonNegativeMonetary Type
Facets total Digits 15
mininclusive 0
pattern ([\-4]?[0-9]1+) & (-?
(([1-9][0-9]*)]0))
Used by Elements ExposureGroup/ExposureMitigation, ExposureGroup/FundedCreditProtection,
ExposureGroup/GrossExposure, ExposureGroup/UnfundedCreditProtection,
FSA008-L argeExposures/ConnectedCounterparties/Total GrossExposure, FSA008-
L argeExposures/L argeExposures/Exposures/Exposure/CNCOM, FSA008-LargeExposures/
L argeExposures/Exposures/Exposure/CreditRi skCapital Requirement, FSA008-
L argeExposures/L argeExposures/Exposures/ Total/CNCOM, FSA008-L argeExposures/
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SignificantTransactions/Transaction/V a ue, OfWhichGroup/Of Which/ExemptExposures/
Amount, OfWhichGroup/Of Which/NonExemptExposures/NonTradingBook,
OfWhichGroup/OfWhich/NonExemptExposures/ TradingBook

Sour ce

<xs: si npl eType nanme="NonNegati veMonet aryType">
<xs:restriction base="MonetaryType">
<xs: m nlncl usi ve val ue="0"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Per cent DP2Type

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

7 perorzne )0

Type

restriction of xs:decimal

Facets

pattern -2([1-9][0-9]{0, 14}
0)\.[0-9]{2}

Used by

Elements ExposureGroup/Percentagel0-5-3, FSA008-L argeExposures/L argeExposures/
Exposures/Exposure/EL Percentage, FSA008-L argeExposures/L argeExposures/
Exposures/Exposure/L GDPercentage, FSA008-L argeExposures/

L argeExposures/Exposures/Exposure/PDPercentage, FSA008-L argeExposures/

L argeExposures/Exposures/Exposure/ TradingBook ConcentrationRiskExcesses/
LessTenDaysPercentage, FSA008-L argeExposures/L argeExposures/Exposures/
Exposure/ TradingBookConcentrationRi skExcesses/M oreTenDaysPercentage,
FSA008-L argeExposures/L argeExposures/Exposures/ Exposure/
TradingBookConcentrationRi skExcesses/Percentage10-5-4, FSA008-L argeExposures/

L argeExposures/Exposures/Total/Aggregate, FSA008-L argeExposures/

L argeExposures/Exposures/Total/ TradingBook Concentrati onRi skExcesses/
LessTenDaysPercentage, FSA008-L argeExposures/L argeExposures/Exposures/
Total/TradingBookConcentrationRi skExcesses/M oreTenDaysPercentage, FSA008-

L argeExposures/SignificantTransacti ons/ Transaction/Percentage, Of WhichGroup/OfWhich/
ExemptExposures/ExemptPercentage, Of WhichGroup/Of Which/NonExemptExposures/
AggregatePercentage, Of WhichGroup/OfWhich/NonExemptExposures/
NonTradingBookPercentage, Of WhichGroup/OfWhich/NonExemptExposures/
TradingBookPercentage

Sour ce

<xs: si npl eType name="Per cent DP2Type" >
<xs:restriction base="xs:deci mal ">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]{2}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Reporti ngBasi sType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V RepurtingBasisType)@—(V xs:stringj
Type restriction of xs:string
Facets enumeration unconsol i dat ed
enumeration sol o- consol i dat ed
enumeration UK consol i dation group
enumeration banki ng congl oner at e
enumeration i nvest ment
congl onerate
enumeration UK integrated group
enumeration DLG by default
enumeration UK DLG by nodification
enumeration Non- UK DLG by
nodi fication
Used by Attribute BasisCurrency AndUnitsAttrGroup/ @reportingBasis
Sour ce <xs: si npl eType name="ReportingBasi sType">
<xs:restriction base="xs:string">
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<xs:enuneration val ue="unconsol i dated"/>
<xs:enuneration val ue="sol o-consol i dated"/ >
<xs:enumneration val ue="UK consol i dation group"/>
<xs:enumneration val ue="banki ng congl onerate"/>
<xs:enuneration val ue="investnent congl onerate"/>
<xs:enuneration value="UK i ntegrated group"/>
<xs:enumneration value="DLG by default"/>
<xs:enuneration val ue="UK DLG by nodification"/>
<xs:enuneration val ue="Non- UK DLG by nodification"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Li i t edCur rencyType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram ( 7 Lim'rted.CurrencyT‘,rpe)@—( [ xs:string)
Type restriction of xs:string
Facets enumeration CAD
enumeration CHF
enumeration EUR
enumeration GBP
enumeration JPY
enumeration SEK
enumeration usb
Used by Attribute CurrencyAndUnitsAttrGroup/ @currency
Sour ce <xs:sinpl eType name="Li ni tedCurrencyType">

<xs:restriction base="xs:string">
<xs:enuneration val ue="CAD'/ >

<!-- Canadi an Dol | ar -->
<xs:enuneration val ue="CH"/>
<l-- Swss Franc -->
<xs:enuneration val ue="EUR'/ >
<!--  Euro (European Union) -->
<xs:enuneration val ue="GBP"/ >
<!--  Pound Sterling -->
<xs:enuneration val ue="JPY"/>
<!-- Japanese yen -->
<xs:enuneration val ue="SEK"/>
<l--  Swedi sh Krona -->
<xs:enuneration val ue="USD'/ >
<l-- US Dol |l ar -->

</xs:restriction>
</ xs: si nmpl eType>

Simple Type CurrencyUni t sType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diwram (V CurrencyUnitsType)@—(V xs:string)
Type restriction of xs:string
Facets enumeration deci mal
enumeration singl e
enumeration t housands
enumeration mllions
Used by Attribute CurrencyAndUnitsAttrGroup/ @units
Sour ce <xs: si npl eType name="CurrencyUnitsType">
<xs:restriction base="xs:string">
<xs:enuneration val ue="decimal "/ >
<xs:enuneration val ue="single"/>
<xs:enuneration val ue="t housands"/ >
<xs:enuneration value="mllions"/>
</xs:restriction>
</ xs: si npl eType>
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Simple Type Stri ng20Type

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (7 StringZDT‘,rpe)e—(V xs:string)
Type restriction of xs:string
Facets minLength 1
maxLength 20
Sour ce <xs: si npl eType nanme="String20Type" >
<xs:restriction base="xs:string">
<xs: maxLengt h val ue="20"/>
<xs: m nLength val ue="1"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Stri ng400Type

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V String‘iuuT‘,rpe)@—(V xs:string)
Type restriction of xs:string
Facets minLength 1
maxLength 400
Sour ce <xs: si npl eType name="String400Type" >
<xs:restriction base="xs:string">
<xs: maxLengt h val ue="400"/>
<xs: mnLength val ue="1"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Gr oupCodeType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagam T S G
Type restriction of xs:string
Facets pattern [A-Z][0-9]{4}
Used by Element Groupl nfoStructure/GroupReference
Sour ce <xs: si npl eType nanme="G oupCodeType" >
<xs:restriction base="xs:string">
<xs:pattern value="[A-Z][0-9]{4}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type YesNoNAType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagan Cwmm)o—(T )
Type restriction of xs:string
Facets enumeration yes
enumeration no
enumeration not applicable
Sour ce <xs: si npl eType name="YesNoNAType" >
<xs:restriction base="xs:string">
<xs:enuneration val ue="yes"/>
<xs:enuneration val ue="no"/>
<xs:enuneration val ue="not applicable"/>
</xs:restriction>
</ xs: si npl eType>
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Simple Type Count r yCodeType

Namespace urn:fsa-gov-uk: MER:FSA008:6
Diagram (7 countrycodeType JO——([7 xsistring )
Type restriction of xs:string
Facets enumeration AD
enumeration AE
enumeration AF
enumeration AG
enumeration Al
enumeration AL
enumeration AM
enumeration AN
enumeration AO
enumeration AQ
enumeration AR
enumeration AS
enumeration AT
enumeration AU
enumeration AW
enumeration AX
enumeration AZ
enumeration BA
enumeration BB
enumeration BD
enumeration BE
enumeration BF
enumeration BG
enumeration BH
enumeration BI
enumeration BJ
enumeration BL
enumeration BM
enumeration BN
enumeration BO
enumeration BR
enumeration BS
enumeration BT
enumeration BV
enumeration BW
enumeration BY
enumeration Bz
enumeration CA
enumeration cc
enumeration CD
enumeration CF
enumeration CG
enumeration CH
enumeration a
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enumeration HK
enumeration HM
enumeration HN
enumeration HR
enumeration HT
enumeration HU
enumeration ID
enumeration IE
enumeration IL
enumeration I'M
enumeration I'N
enumeration 10
enumeration 1Q
enumeration IR
enumeration IS
enumeration 1T
enumeration JE
enumeration JM
enumeration JO
enumeration JP
enumeration KE
enumeration KG
enumeration KH
enumeration Kl

enumeration KM
enumeration KN
enumeration KP
enumeration KR
enumeration Kw
enumeration KY
enumeration Kz
enumeration LA
enumeration LB
enumeration LC
enumeration LI

enumeration LK
enumeration LR
enumeration LS
enumeration LT
enumeration LU
enumeration LV
enumeration LY
enumeration MA
enumeration MC
enumeration MD
enumeration ME
enumeration MF
enumeration MG
enumeration MH
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enumeration MK
enumeration M
enumeration Y
enumeration MN
enumeration MO
enumeration MP
enumeration M
enumeration MR
enumeration MS
enumeration MT
enumeration MJ
enumeration w
enumeration MV
enumeration MX
enumeration MY
enumeration V4
enumeration NA
enumeration NC
enumeration NE
enumeration NF
enumeration NG
enumeration NI
enumeration NL
enumeration NO
enumeration NP
enumeration NR
enumeration NU
enumeration Nz
enumeration oM
enumeration PA
enumeration PE
enumeration PF
enumeration PG
enumeration PH
enumeration PK
enumeration PL
enumeration PM
enumeration PN
enumeration PR
enumeration PS
enumeration PT
enumeration PW
enumeration PY
enumeration @A
enumeration RE
enumeration RO
enumeration RS
enumeration RU
enumeration RW
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enumeration SA
enumeration SB
enumeration SC
enumeration SD
enumeration SE
enumeration SG
enumeration SH
enumeration S
enumeration SJ
enumeration SK
enumeration SL
enumeration SM
enumeration SN
enumeration SO
enumeration SR
enumeration ST
enumeration SiY
enumeration SY
enumeration Sz
enumeration TC
enumeration TD
enumeration TF
enumeration TG
enumeration TH
enumeration TJ
enumeration TK
enumeration TL
enumeration ™
enumeration TN
enumeration TO
enumeration TR
enumeration TT
enumeration TV
enumeration T™W
enumeration TZ
enumeration UA
enumeration uG
enumeration UM
enumeration us
enumeration 6)1
enumeration uz
enumeration VA
enumeration VC
enumeration VE
enumeration VG
enumeration Vi
enumeration VN
enumeration \
enumeration WF
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enumeration W5

enumeration YE

enumeration YT

enumeration ZA

enumeration M

enumeration AL

Sour ce <xs: si npl eType nanme="Count ryCodeType" >
<!-- Based on | SO 3166 -->
<xs:restriction base="xs:string">

<xs:enuneration val ue="AD"/ >
<l-- Andorra -->
<xs:enuneration val ue="AE"/>
<l-- United Arab Emrates -->
<xs:enuneration val ue="AF"/>
<l--  Afghanistan -->
<xs:enuneration val ue="AG'/ >
<l--  Antigua and Barbuda -->
<xs:enuneration val ue="Al"/>
<l-- Anguilla -->
<xs:enuneration val ue="AL"/>
<l-- Al bania -->
<xs:enuneration val ue="AM'/ >
<l--  Arnmenia -->
<xs:enuneration val ue="AN'/>
<l--  Netherlands Antilles -->
<xs:enuneration val ue="AO0'/ >
<l--  Angola -->
<xs:enuneration val ue="AQ'/ >
<l-- Antarctica -->
<xs:enuneration val ue="AR'/ >
<l--  Argentina -->
<xs:enuneration val ue="AS"/ >
<l--  American Sanpa -->
<xs:enuneration val ue="AT"/>
<l-- Austria -->
<xs:enuneration val ue="AU'/ >
<l-- Australia -->
<xs:enuneration val ue="AW/>
<l--  Aruba -->
<xs:enuneration val ue="AX"/>
<l--  Aland Islands -->
<xs:enuneration val ue="AzZ"/>
<l--  Azerbaijan -->
<xs:enuneration val ue="BA"/>
<l-- Bosnia and Herzegovi na -->
<xs:enuneration val ue="BB"/>
<!-- Barbados -->
<xs:enuneration val ue="BD'/ >
<!'-- Bangl adesh -->
<xs:enuneration val ue="BE"/>
<!-- Belgium -->
<xs:enuneration val ue="BF"/>
<l--  Burkina Faso -->
<xs:enuneration val ue="BG'/ >
<l-- Bulgaria -->
<xs:enuneration val ue="BH'/ >
<l-- Bahrain -->
<xs:enuneration value="Bl"/>
<l--  Burundi -->
<xs:enuneration val ue="BJ"/>
<l-- Benin -->
<xs:enuneration val ue="BL"/>
<l-- Saint Barthel eny -->
<xs:enuneration val ue="BM'/>
<!--  Bernuda -->
<xs:enuneration val ue="BN'/ >
<!--  Brunei Darussalam -->
<xs:enuneration val ue="BO'/ >
<l-- Bolivia -->
<xs:enuneration val ue="BR'/ >
<l-- Brazil -->
<xs:enuneration val ue="BS"/>
<!-- Bahamas -->
<xs:enuneration val ue="BT"/>
<l--  Bhutan -->
<xs:enuneration val ue="BV'/>
<!--  Bouvet Island -->
<xs:enuneration val ue="BW/>
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<!-- Botswana -->
<xs:enumneration val ue="BY"/>
<!-- Belarus -->
<xs:enumneration val ue="BZ"/>
<l-- Belize -->
<xs:enumneration val ue="CA"/>
<!-- Canada -->

<xs:enuneration val ue="CC'/ >
<l-- Cocos (Keeling) Islands
<xs:enumneration val ue="CD'/ >

-->

<l-- Congo, the Denocratic Republic of the
<xs:enumneration val ue="CF"/>
<l-- Central African Republic -->
<xs:enumneration val ue="CG'/ >
<l--  Congo -->
<xs:enumneration val ue="CH'/ >
<l-- Swtzerland -->
<xs:enuneration value="Cl"/>
<l-- Cote d'lvoire -->
<xs:enumneration val ue="CK"/>
<l--  Cook Islands -->
<xs:enumneration val ue="CL"/>
<l-- Chile -->
<xs:enumneration val ue="CM'/ >
<l-- Caneroon -->
<xs:enumneration val ue="CN'/ >
<l--  China -->
<xs:enuneration val ue="CO'/ >
<l--  Colonbia -->
<xs:enuneration val ue="CR'/ >
<l-- Costa Rica --
<xs:enumneration val ue="CU'/ >
<l--  Cuba -->
<xs:enuneration val ue="CV'/>
<l-- Cape Verde -->
<xs:enumneration val ue="CX"/>
<l--  Christmas |sland -->
<xs:enumneration val ue="CY"/>
<l--  Cyprus -->
<xs:enumneration val ue="Cz"/ >
<l--  Czech Republic -->
<xs:enumneration val ue="DE"/>
<l--  Germany -->
<xs:enuneration val ue="DJ"/>
<l-- Dibouti -->
<xs:enumneration val ue="DK"/>
<!--  Denmark -->
<xs:enuneration val ue="DM'/ >
<!--  Domnica -->
<xs:enuneration val ue="DO'/ >
<!--  Dom nican Republic -->
<xs:enumneration val ue="DZ"/>
<l-- Ageria -->
<xs:enuneration val ue="EC'/ >
<!--  Ecuador -->
<xs:enuneration val ue="EE"/>
<!-- Estonia -->
<xs:enuneration val ue="EG'/ >
<!--  Egypt -->
<xs:enumneration val ue="EH'/ >
<l-- Western Sahara -->
<xs:enumneration val ue="ER'/ >
<l-- Eritrea -->
<xs:enumneration val ue="ES"/ >
<l-- Spain -->
<xs:enuneration val ue="ET"/>
<l-- Ethiopia -->
<xs:enuneration value="Fl"/>
<l--  Finland -->
<xs:enumneration val ue="FJ"/>
<l-- Fiji -->

<xs:enumneration val ue="FK"/>

<l--  Falkland |slands (Malvinas)
<xs:enumneration val ue="FM'/ >

<l-- Mcronesia, Federated States of
<xs:enuneration val ue="FO'/ >

<l-- Faroe |slands -->
<xs:enuneration val ue="FR'/ >

-->

-->

<!--  France -->
<xs:enumeration val ue="GA"/>
<l--  Gabon -->

<xs:enuneration val ue="GB"/>
<l-- United Kingdom -->

37




Schema documentation for FSA008-Schema.xsd

<xs:enuneration val ue="GD"'/ >

<l--  Genada -->
<xs:enuneration val ue="GE"/>
<l-- Ceorgia -->
<xs:enumneration val ue="G"/>
<!--  French Guiana -->
<xs:enumneration val ue="GG'/ >
<l-- Quernsey -->
<xs:enumneration val ue="GH'/>
<l--  Ghana -->
<xs:enuneration value="G"/>
<l-- Qbraltar -->
<xs:enumneration value="G"/>
<l--  Geenland -->
<xs:enumneration val ue="GJ'/ >
<!-- @Gnbia -->
<xs:enumneration val ue="GN'/ >
<l--  Quinea -->
<xs:enumneration val ue="GP"/>
<l-- Quadel oupe -->
<xs:enuneration val ue="GQ'/ >
<!-- Equatorial Quinea -->
<xs:enumneration val ue="GR'/ >
<l-- Geece -->
<xs:enuneration val ue="GS"/ >
<l-- South Georgia and the South Sandw ch | sl ands
<xs:enumeration val ue="GrI"/>
<l-- CGuatenal a -->
<xs:enuneration val ue="GU'/ >
<l-- @am -->
<xs:enumneration val ue="GW/>
<!-- Quinea-Bissau -->
<xs:enumneration val ue="GY"/>
<l-- Quyana -->
<xs:enuneration val ue="HK"/>
<!--  Hong Kong -->
<xs:enumneration val ue="HV'/>
<l--  Heard Island and MDonal d |sl ands -->
<xs:enuneration val ue="HN'/>
<l--  Honduras -->
<xs:enuneration val ue="HR'/ >
<l-- Croatia -->
<xs:enumneration val ue="HT"/>
<l-- Haiti -->
<xs:enumneration val ue="HU'/ >
<!--  Hungary -->
<xs:enumneration value="1D"/>
<l-- Indonesia -->
<xs:enuneration value="IE"/>
<l-- Ireland -->
<xs:enuneration value="IL"/>
<l-- Israel -->
<xs:enumneration value="IM/>
<l-- Isle of Man -->
<xs:enumneration value="IN'/>
<l-- India -->
<xs:enuneration value="10"/>
<l-- British Indian Ccean Territory -->
<xs:enuneration value="1Q'/>
<l-- lraq -->
<xs:enuneration value="IR"'/>
<l-- lran, Islamc Republic of -->
<xs:enuneration value="1S"/>
<l-- lceland -->
<xs:enumneration value="1T"/>
<l-- Italy -->
<xs:enuneration val ue="JE"/>
<l--  Jersey -->
<xs:enuneration val ue="JM'/>
<l--  Janmaica -->
<xs:enuneration value="JO'/>
<l--  Jordan -->
<xs:enuneration val ue="JP"/>
<l--  Japan -->
<xs:enumneration val ue="KE"/ >
<l-- Kenya -->
<xs:enumneration val ue="KG'/ >
<l-- Kyrgyzstan -->
<xs:enuneration val ue="KH'/ >
<l-- Canbodi a -->
<xs:enuneration value="Kl"/>
<l-- Kiribati -->

<xs:enumneration val ue="KM'/ >
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<!--  Conoros -->
<xs:enumneration val ue="KN'/ >
<l-- Saint Kitts and Nevis -->
<xs:enumneration val ue="KpP"/>
<l-- Korea, (North) Denocratic People's Republic of
<xs:enumneration val ue="KR'/ >
<l-- Korea, (South) Republic of -->
<xs:enumneration val ue="KW/>
<l--  Kuwait -->
<xs:enumneration val ue="KY"/>
<l--  Cayman |sl ands -->
<xs:enumneration val ue="Kz"/>
<!-- Kazakhstan --
<xs:enumeration val ue="LA"/>
<l-- Lao People's Denocratic Republic -->
<xs:enumneration val ue="LB"/>
<!-- Lebanon -->
<xs:enuneration value="LC'/>
<l-- Saint Lucia -->
<xs:enuneration value="LI"/>
<l-- Liechtenstein -->
<xs:enumneration val ue="LK"/>
<l-- Sri Lanka -->
<xs:enuneration val ue="LR'/>
<l-- Liberia -->
<xs:enumneration val ue="LS"/>
<l-- Lesotho -->
<xs:enuneration val ue="LT"/>
<l-- Lithuani a -->
<xs:enuneration val ue="LU"'/>
<!'--  Luxenbourg --
<xs:enumneration val ue="LV'/>
<l-- Latvia -->
<xs:enuneration val ue="LY"/>
<l-- Libyan Arab Jamahiriya -->
<xs:enumneration val ue="M\"/>
<!--  Mdrocco -->
<xs:enumneration val ue="M"/>
<!--  Mbnaco -->
<xs:enuneration val ue="M'/>
<!-- Ml dova, Republic of -->
<xs:enumeration val ue="Me"/>
<!-- Montenegro --
<xs:enuneration val ue="M"/>
<l-- Saint Martin (French part) -->
<xs:enumneration val ue="Ms'/ >
<!-- Madagascar -->
<xs:enuneration val ue="M"/>
<l--  Marshall Islands -->
<xs:enumneration val ue="M"/>
<!--  Macedonia, the former Yugoslav Republic of -->
<xs:enumneration val ue="M."/>
<t--  Mali -->

<xs:enuneration val ue="MJ'/ >
<l--  Manmar -->
<xs:enumneration val ue="MN'"/>
<l-- Mongolia -->
<xs:enuneration val ue="MJ'/ >
<!--  Macao -->
<xs:enumneration val ue="M"/>
<l--  Northern Mariana |slands -->
<xs:enuneration val ue="MJ'/ >
<l--  Martinique -->
<xs:enumneration val ue="M'/>
<l-- Mauritania -->
<xs:enumneration val ue="Ms"/>
<l--  Montserrat --
<xs:enumneration val ue="M"/>
<l-- Milta -->
<xs:enumneration val ue="MJ'/ >
<l--  Mauritius -->
<xs:enuneration val ue="W"/>
<l-- Ml dives -->
<xs:enumneration val ue="MN/>
<l-- Ml awm -->
<xs:enumneration val ue="MX"/>
<l--  Mexico -->
<xs:enumneration val ue="MW"/>
<l-- Ml aysia -->
<xs:enumneration val ue="Mz"/>
<l--  Mozanbi que -->
<xs:enumeration val ue="NA"/>
<!-- Namibia -->
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<xs:enumneration val ue="NC'/ >

<l--  New Cal edoni a -->
<xs:enumneration val ue="NE"/>
<l-- Niger -->
<xs:enumneration val ue="NrF"/>
<l-- Norfolk Island -->
<xs:enumneration val ue="NG'/ >
<l-- Ngeria -->
<xs:enuneration value="N"/>
<l-- N caragua -->
<xs:enumneration val ue="NL"/>
<l--  Netherl ands -->
<xs:enumneration val ue="NO'/ >
<l--  Norway -->
<xs:enumeration val ue="NP"/>
<l--  Nepal -->
<xs:enumneration val ue="NR'/ >
<l--  Nauru -->
<xs:enumneration val ue="NU'/>
<l--  Nue -->
<xs:enumneration val ue="Nz"/>
<l--  New Zeal and -->
<xs:enumneration val ue="OM'/ >
<l--  Qman -->
<xs:enumneration val ue="PA"/>
<!--  Panam -->
<xs:enumneration val ue="PE"/>
<l--  Peru -->
<xs:enumneration val ue="PF"/>
<l--  French Pol ynesia -->
<xs:enumneration val ue="PG'/ >
<l--  Papua New Gui nea -->
<xs:enumneration val ue="PH'/ >
<l--  Philippines -->
<xs:enumneration val ue="PK"/>
<l-- Pakistan -->
<xs:enumneration val ue="PL"/>
<!--  Pol and -->
<xs:enumneration val ue="PM'/>
<l-- Saint Pierre and M quel on -->
<xs:enumneration val ue="PN'/>
<l-- Pitcairn -->
<xs:enumneration val ue="PR'/ >
<l-- Puerto R co -->
<xs:enuneration val ue="PS"/>
<l-- Palestinian Territory, QOccupied -->
<xs:enumneration val ue="PT"/>
<!--  Portugal -->
<xs:enumneration val ue="PW/>
<l--  Pal au -->
<xs:enumneration val ue="PY"/>
<!-- Paraguay -->
<xs:enuneration val ue="QA"/ >
<l-- CQatar -->
<xs:enuneration val ue="RE"/>
<!-- Reuni on Réunion -->
<xs:enumneration val ue="RO'/ >
<!--  Romani a -->
<xs:enumneration val ue="RS"/ >
<l-- Serbia -->
<xs:enuneration val ue="RU'/ >
<!-- Russian Federation -->
<xs:enumneration val ue="RW/>
<!--  Rwanda -->
<xs:enumneration val ue="SA"/>
<l-- Saudi Arabia -->
<xs:enuneration val ue="SB"/>
<!-- Sol onon | sl ands -->
<xs:enuneration val ue="SC'/ >
<l-- Seychell es --
<xs:enumneration val ue="SD'/ >
<!-- Sudan -->
<xs:enuneration val ue="SE"/>
<l--  Sweden -->
<xs:enumneration val ue="SG'/ >
<l-- Singapore -->
<xs:enuneration val ue="SH'/ >
<l-- Saint Helena -->
<xs:enuneration value="S|"/>
<l-- Slovenia -->
<xs:enuneration val ue="SJ"/>
<l-- Sval bard and Jan Mayen -->

<xs:enumneration val ue="SK"/>
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<l-- Slovakia -->
<xs:enumneration val ue="SL"/>

<l-- Sierra Leone -->
<xs:enumneration val ue="SM'/ >

<l--  San Marino -->
<xs:enumneration val ue="SN'/ >

<!-- Senegal -->

<xs:enuneration val ue="S0O'/ >

<l--  Somalia -->

<xs:enuneration val ue="SR'/ >

<l--  Surinane -->
<xs:enumneration val ue="ST"/>

<l-- Sao Tonme and Principe -->
<xs:enumneration val ue="SV'/>

<!-- El Sal vador -->
<xs:enumneration val ue="SY"/>

<l-- Syrian Arab Republic -->
<xs:enumneration val ue="Sz"/>

<l--  Swazil and -->
<xs:enuneration val ue="TC'/ >

<l--  Turks and Caicos |slands -->
<xs:enuneration val ue="TD"'/ >

<l--  Chad -->

<xs:enumneration val ue="TF"/>

<l--  French Southern Territories -->
<xs:enuneration val ue="TG'/ >

<!--  Togo -->

<xs:enuneration val ue="TH'/ >

<l--  Thailand -->
<xs:enumneration val ue="TJ"/>

<l--  Tajikistan -->
<xs:enumneration val ue="TK"/>

<l--  Tokel au -->

<xs:enuneration val ue="TL"/>

<l--  Tinor-Leste -->
<xs:enuneration val ue="TM'/ >

<l--  Turkmneni stan -->
<xs:enumneration val ue="TN'/>

<l--  Tunisia -->
<xs:enuneration value="TO'/ >

<!-- Tonga -->

<xs:enumneration value="TR'/ >

<l--  Turkey -->

<xs:enuneration value="TT"/>

<l--  Trinidad and Tobago -->
<xs:enumneration val ue="TV'/>

<l--  Tuvalu -->

<xs:enumneration val ue="TW/>

<l-- Taiwan, Province of China -->
<xs:enumneration val ue="TZ"/>

<l-- Tanzania, United Republic of -->
<xs:enumeration val ue="UA"/>

<l-- Wkraine -->
<xs:enumneration val ue="UG'/ >

<!-- Uganda -->

<xs:enumneration val ue="UM'/>

<l-- United States Mnor Qutlying Islands
<xs:enumneration val ue="US"/>

<l-- United States -->
<xs:enumneration val ue="UY"/>

<!--  Uruguay -->

<xs:enumneration val ue="Uz"/>

<l-- Uzbeki stan -->
<xs:enumneration val ue="VA"'/>

<l-- Holy See (Vatican City State) -->
<xs:enuneration val ue="VC'/ >

<l-- Saint Vincent and the G enadi nes -
<xs:enuneration val ue="VE"/>

<!--  Venezuel a, Bolivarian Republic of
<xs:enumneration val ue="VG'/ >

<l-- Virgin Islands, British -->
<xs:enumneration value="V"/>

<l-- Virgin Islands, U S. -->
<xs:enumneration val ue="VN'/ >

<l-- Viet Nam -->
<xs:enuneration val ue="VWJ'/ >

<!--  Vanuatu -->

<xs:enumneration val ue="W"/>

<l-- Wallis and Futuna -->
<xs:enumneration val ue="Ws"/>

<l-- Sanpa -->

<xs:enumneration val ue="YE"/>

<l--  Yenen -->

-->

>
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<xs:enumneration val ue="YT"/>
<!--  Mayotte -->
<xs:enumneration val ue="ZA"/>
<l-- South Africa -->
<xs:enumneration val ue="zZM'/ >
<l-- Zanbia -->
<xs:enumneration val ue="zZW/>
<l--  Zi nbabwe -->
</xs:restriction>
</ xs: si npl eType>

imple Type Cur rencyBasi sType

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram (V CurrencyBasisT‘,rpe)@—(V xs:string.)

Type restriction of xs:string

Facets enumeration consol i dat ed
enumeration singl e

Sour ce <xs: si npl eType nanme="CurrencyBasi sType">

<xs:restriction base="xs:string">
<xs:enuneration val ue="consol i dated"/>
<xs:enuneration val ue="single"/>
</xs:restriction>
</ xs: si npl eType>

imple Type CurrencyType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram |: [7 CurrencyType )9—( 7 xs:string)
Type restriction of xs:string
Facets enumeration AED
enumeration AFN
enumeration ALL
enumeration ANMD
enumeration ANG
enumeration ACA
enumeration ARS
enumeration AUD
enumeration AWG
enumeration AZN
enumeration BAM
enumeration BBD
enumeration BDT
enumeration BGN
enumeration BHD
enumeration BI F
enumeration BVD
enumeration BND
enumeration BOB
enumeration BRL
enumeration BSD
enumeration BTN
enumeration BWP
enumeration BYR
enumeration BZD
enumeration CAD
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enumeration CDF
enumeration CHF
enumeration CLP
enumeration CNY
enumeration CON
enumeration corP
enumeration cau
enumeration CRC
enumeration CUP
enumeration CVE
enumeration CzZK
enumeration DIF
enumeration DKK
enumeration DoP
enumeration DzD
enumeration EEK
enumeration EGP
enumeration ERN
enumeration ETB
enumeration EUR
enumeration FID
enumeration FKP
enumeration GBP
enumeration GEL
enumeration GHS
enumeration arp
enumeration G\VD
enumeration GNF
enumeration GIQ
enumeration GYD
enumeration HKD
enumeration HNL
enumeration HRK
enumeration HTG
enumeration HUF
enumeration I DR
enumeration ILS
enumeration I NR
enumeration 1 QD
enumeration I RR
enumeration I SK
enumeration JMD
enumeration JoD
enumeration JPY
enumeration KES
enumeration KGS
enumeration KHR
enumeration KMF
enumeration KPW
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enumeration KRW
enumeration KWD
enumeration KYD
enumeration KZT
enumeration LAK
enumeration LBP
enumeration LKR
enumeration LRD
enumeration LSL
enumeration LTL
enumeration LVvL
enumeration LYD
enumeration MAD
enumeration MDL
enumeration MGA
enumeration MKD
enumeration MWK
enumeration MNT
enumeration MoP
enumeration MRO
enumeration MUR
enumeration MVR
enumeration MAK
enumeration MXN
enumeration MYR
enumeration MZN
enumeration NAD
enumeration NGN
enumeration NI O
enumeration NOK
enumeration NPR
enumeration NzD
enumeration OWR
enumeration PAB
enumeration PEN
enumeration PCK
enumeration PHP
enumeration PKR
enumeration PLN
enumeration PYG
enumeration QAR
enumeration RON
enumeration RSD
enumeration RUB
enumeration RWF
enumeration SAR
enumeration SBD
enumeration SCR
enumeration SDG
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enumeration SEK
enumeration SGD
enumeration SHP
enumeration SLL
enumeration SCs
enumeration SRD
enumeration STD
enumeration SYP
enumeration SZL
enumeration THB
enumeration TJS
enumeration T™MI
enumeration TND
enumeration TOP
enumeration TRY
enumeration TTD
enumeration ™™D
enumeration TZS
enumeration UAH
enumeration UGX
enumeration usb
enumeration uyu
enumeration uzs
enumeration VEF
enumeration VND
enumeration VWV
enumeration WST
enumeration XAF
enumeration XCD
enumeration XOF
enumeration XPF
enumeration YER
enumeration ZAR
enumeration ZMK
enumeration ZW

Sour ce

<xs:sinpl eType nanme="CurrencyType">

<!-- Based on |SO 4217, funds/netal s/ conpl ementary/specials renoved, CON added for

use on FSA047/48 as a special value representing a consolidation of all

currencies -->
<xs:restriction base="xs:string">
<xs:enuneration val ue="AED'/ >

<l-- United Arab Emrates D rham
<xs:enuneration val ue="AFN'/>

<!-- Afghan Afghani -->
<xs:enuneration val ue="ALL"/>

<!-- Al banian Lek -->
<xs:enuneration val ue="AMD"/ >

<!--  Arnmenian Dram -->
<xs:enuneration val ue="ANG'/ >

<l--  Netherlands Antillean CGuilder
<xs:enuneration val ue="AQA"/ >

<!--  Angol an Kwanza -->
<xs:enuneration val ue="ARS"/ >

<l--  Argentine Peso -->
<xs:enuneration val ue="AUD"/ >

<l-- Australian Dollar -->
<xs:enuneration val ue="AWG'/ >

<!--  Aruban Guil der -->

-->

_—

convertible
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<xs:enuneration val ue="AzZN'/ >

<l-- Azerbaijani an Manat -->
<xs:enuneration val ue="BAM'/ >
<l--  Bosnian and Herzegovi nan Convertible Mark
<xs:enuneration val ue="BBD'/ >
<!-- Barbados Dol | ar -->
<xs:enuneration val ue="BDT"/>
<!-- Bangl adeshi Taka -->
<xs:enuneration val ue="BGN'/ >
<!-- Bulgarian Lev -->
<xs:enuneration val ue="BHD'/ >
<!--  Bahraini Dinar -->
<xs:enuneration val ue="BIF"/>
<!--  Burundi an Franc -->
<xs:enuneration val ue="BMD'/ >
<!--  Bernudian Dol |l ar -->
<xs:enuneration val ue="BND'/ >
<l--  Brunei Dollar -->
<xs:enuneration val ue="BOB"/ >
<!-- Bolivian Boliviano -->
<xs:enuneration val ue="BRL"/>
<l-- Brazilian Real -->
<xs:enuneration val ue="BSD'/ >
<!-- Baham an Dol | ar -->
<xs:enuneration val ue="BTN'/ >
<!--  Bhutanese Ngultrum -->
<xs:enuneration val ue="BW"/>
<!-- Botswana Pul a -->
<xs:enuneration val ue="BYR'/ >
<l-- Belarussian Ruble -->
<xs:enuneration val ue="BzD'/ >
<l-- Belize Dollar -->
<xs:enuneration val ue="CAD'/ >
<!-- Canadi an Dol | ar -->
<xs:enuneration val ue="CDF"/>
<!-- Congol ais Franc -->
<xs:enuneration val ue="CHF"/>
<l--  Swss Franc -->
<xs:enuneration val ue="CLP"/>
<l--  Chilean Peso -->
<xs:enuneration val ue="CNY"/>
<l-- Chinese Yuan Renm nbi -->
<xs:enuneration val ue="CON'/ >
<l-- Al Convertible -->
<xs:enuneration val ue="COP"/ >
<l--  Col onbi an Peso -->
<xs:enuneration val ue="CoJU'/ >
<!--  Unidad de Val or Real -->
<xs:enuneration val ue="CRC'/ >
<l-- Costa Rican Col on -->
<xs:enuneration val ue="CUP"/ >
<l-- Cuban Peso --
<xs:enuneration val ue="CVE"/ >
<l-- Cape Verde Escudo -->
<xs:enuneration val ue="CzK"/ >
<l-- Czech Koruna -->
<xs:enuneration val ue="DJF"/>
<l-- Dibouti Franc -->
<xs:enuneration val ue="DKK"/ >
<l--  Dani sh Krone -->
<xs:enuneration val ue="DOP"/ >
<!--  Dom ni can Peso -->
<xs:enuneration val ue="DzD'/ >
<l-- Algerian Dinar -->
<xs:enuneration val ue="EEK"/>
<l-- Estonian Kroon -->
<xs:enuneration val ue="EGP"/ >
<l--  Egyptian Pound -->
<xs:enuneration val ue="ERN'/ >
<l--  Eritrean Nakfa -->
<xs:enuneration val ue="ETB"/>
<l-- Ethiopian Birr -->
<xs:enuneration val ue="EUR'/ >
<l-- Euro -->
<xs:enuneration val ue="FJD'/ >
<l-- Fiji Dollar -->
<xs:enuneration val ue="FKP"/>
<!-- Fal kland | sl ands Pound -->
<xs:enuneration val ue="GBP"/ >
<!--  Pound Sterling -->
<xs:enuneration val ue="GEL"/>
<l-- Georgian Lari -->

<xs:enuneration val ue="GHS"/ >

-->
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<l-- Ghanai an Cedi -->
<xs:enuneration value="G P"/>
<l-- Gbraltar pound -->
<xs:enuneration val ue="GwW'"/ >
<!-- Ganbian Dalasi -->
<xs:enuneration val ue="G\F"/>
<l-- @uinea Franc -->
<xs:enuneration val ue="Grq'/ >
<l-- Quatenal an Quetzal -->
<xs:enuneration val ue="GyD'/ >
<l-- @uyana Dol |l ar -->
<xs:enuneration val ue="HKD'/ >
<!--  Hong Kong Dol | ar -->
<xs:enuneration val ue="HNL"/>
<!-- Honduras Lenpira -->
<xs:enuneration val ue="HRK"/ >
<l--  Croatian Kuna -->
<xs:enuneration val ue="HIG'/ >
<l-- Haiti Courde -->
<xs:enuneration val ue="HUF"/>
<l--  Hungarian Forint -->
<xs:enuneration val ue="IDR'/>
<!-- Indonesi an Rupi ah -->
<xs:enuneration val ue="|LS"/>
<l-- Israeli Shekel
<xs:enuneration val ue

<l-- Indian Rupee -->
<xs:enuneration val ue="1QD"/ >
<l-- lraqgi Dinar -

<xs:enuneration val ue="IRR'/ >
<l-- lranian R al -->
<xs:enuneration val ue="|SK"/>
<l-- lceland Krona -->
<xs:enuneration val ue="JM)'/ >
<l--  Jamai can Dol | ar -->
<xs:enuneration val ue="JOD'/ >
<l-- Jordani an Di nar -->
<xs:enuneration val ue="JPY"/>
<!-- Japanese yen -->
<xs:enuneration val ue="KES"/ >
<l--  Kenyan Shilling -->
<xs:enuneration val ue="KGS"/ >
<l-- Kyrgyzstani Som -->
<xs:enuneration val ue="KHR'/ >
<l-- Canbodi an Riel -->
<xs:enuneration val ue="KM"/>
<l--  Conoro Franc -->
<xs:enuneration val ue="KPW/>
<l-- Korean (North) Wn -->
<xs:enuneration val ue="KRW />
<l-- Korean (South) Wn -->
<xs:enuneration val ue="KW'"/ >
<l--  Kuwaiti Dinar -->
<xs:enuneration val ue="KYD'/ >
<l--  Cayman |slands Dol | ar -->
<xs:enuneration val ue="KzT"/>
<l-- Kazakhstani Tenge -->
<xs:enuneration val ue="LAK"/>
<l-- Laotian Kip -->
<xs:enuneration val ue="LBP"/>
<!-- Lebanese Pound -->
<xs:enuneration val ue="LKR'/ >
<l-- Sri Lankan Rupee -->
<xs:enuneration val ue="LRD'/ >
<l-- Liberian Dollar -->
<xs:enuneration val ue="LSL"/>
<l-- Lesotho Loti -->
<xs:enuneration val ue="LTL"/>
<l-- Lithuanian Litas -->
<xs:enuneration val ue="LVL"/>
<l-- Latvian Lats -->
<xs:enuneration val ue="LYD'/>
<l-- Libyan Dinar -->
<xs:enuneration val ue="NMAD'/ >
<!-- Mroccan Dirham -->
<xs:enuneration val ue="NMDL"/>
<l-- Mol dovan Leu -->
<xs:enuneration val ue="MaA"/>
<l-- Ml agasy Ariary -->
<xs:enuneration val ue="MD"/ >
<!-- Macedoni an Denar -->
<xs:enuneration val ue="MK"/ >
<!--  Manmar Kyat -->
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<xs:enuneration val ue="MT"/>

<l-- Mongolian Tugrik -->
<xs:enuneration val ue="MOP"/>
<!-- Macanese Pataca -->
<xs:enuneration val ue="MRO'/ >
<l--  Mauritanian Quguiya -->
<xs:enuneration val ue="MJR'/ >
<l-- Mauritius Rupee -->
<xs:enuneration val ue="WR'"/ >
<l--  Mldivian Rufiyaa -->
<xs:enuneration val ue="MK"/>
<!-- Ml aw an Kwacha -->
<xs:enuneration val ue="MXN'/ >
<l--  Mexican Peso -->
<xs:enuneration val ue="MYR'/ >
<l-- Ml aysian Ringgit -->
<xs:enuneration val ue="MZN'/ >
<!-- Mozanbi can Meti cal -->
<xs:enuneration val ue="NAD'/ >
<l--  Nam bi an Dol | ar -->
<xs:enuneration val ue="NGN'/ >
<l-- N gerian Naira -->
<xs:enuneration value="NO'/>
<l-- N caraguan Cordoba O o -->
<xs:enuneration val ue="NX"/>
<!--  Norwegi an Krone -->
<xs:enuneration val ue="NPR'/ >
<l--  Nepal ese Rupee -->
<xs:enuneration val ue="NzD'/ >
<l--  New Zeal and Dol | ar -->
<xs:enuneration val ue="OW'/ >
</-- Omani Ra -->
<xs:enuneration val ue="PAB"/ >
<!--  Panamani an Bal boa -->
<xs:enuneration val ue="PEN'/ >
<!--  Peruvian Nuevo Sol -->
<xs:enuneration val ue="Pc&K"/ >
<!--  Papua New Guinean Kina -->
<xs:enuneration val ue="PHP"/>
<l--  Philippine Peso -->
<xs:enuneration val ue="PKR'/ >
<l-- Paki stan Rupee -->
<xs:enuneration val ue="PLN'/>
<l-- Polish Zloty -->
<xs:enuneration val ue="PYG'/ >
<!-- Paraguayan Guarani -->
<xs:enuneration val ue="QAR"'/ >
<l-- Qatari Rial -->
<xs:enuneration val ue="RON'/ >
<!--  Romani an Leu -->
<xs:enuneration val ue="RSD'/ >
<l-- Serbian Dinar -->
<xs:enuneration val ue="RUB"/ >
<!-- Russian Ruble -->
<xs:enuneration val ue="RW"/>
<!--  Rwandan Franc -->
<xs:enuneration val ue="SAR'/ >
<l-- Saudi Riyal -->
<xs:enuneration val ue="SBD'/ >
<l-- Sol onon |slands Dollar -->
<xs:enuneration val ue="SCR'/ >
<l-- Seychel |l es Rupee -->
<xs:enuneration val ue="SDG'/ >
<!-- Sudanese Pound -->
<xs:enuneration val ue="SEK"/ >
<l--  Swedi sh Krona -->
<xs:enuneration val ue="SGD'/ >
<!-- Singapore Dollar -->
<xs:enuneration val ue="SHP"/ >
<l-- Saint Hel ena Pound -->
<xs:enuneration val ue="SLL"/>
<l-- Sierra Leonean Leone -->
<xs:enuneration val ue="SC0s"/ >
<!-- Somali Shilling -->
<xs:enuneration val ue="SRD'/ >
<!--  Surinam Dol | ar -->
<xs:enuneration val ue="STD'/ >
<l--  Sao Tonme and Principe Dobra
<xs:enuneration val ue="SYP"/>
<l--  Syrian Pound -->
<xs:enuneration val ue="SzL"/>
<l--  Swazi Lilangeni -->

<xs:enuneration val ue="THB"/ >
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<!--  Thai Baht -->
<xs:enuneration val ue="TJS"/>
<l-- Tajikistani Sononi -->
<xs:enuneration val ue="TMI"/ >
<l--  Turkmeni stani Manat -->
<xs:enuneration val ue="TND'/ >
<l--  Tunisian Dinar -->
<xs:enuneration val ue="TOP"/ >
<!-- Tongan Pa'anga -->
<xs:enuneration val ue="TRY"/>
<l--  Turkish Lira -->
<xs:enuneration val ue="TTD'/ >
<l--  Trinidad and Tobago Dol | ar -->
<xs:enuneration val ue="TW'/ >
<!-- Taiwanese Dollar -->
<xs:enuneration val ue="TZS"/>
<l--  Tanzanian Shilling -->
<xs:enuneration val ue="UAH"/>
<l-- Wkrainian Hyvnia -->
<xs:enuneration val ue="UGX"/>
<l--  Ugandan Shilling -->
<xs:enuneration val ue="USD'/ >
<l-- US Dol lar -->
<xs:enuneration val ue="UyU'/ >
<!--  Uruguayan Peso -->
<xs:enuneration val ue="UzS"/ >
<l-- Uzbeki stani Som -->
<xs:enuneration val ue="VEF"/>
<!--  Venezuel an Bol ivar Fuerte -->
<xs:enuneration val ue="VND'/ >
<!--  Vietnanese Dong -->
<xs:enuneration val ue="VvW'/>
<!--  Vanatuan Vatu -->
<xs:enuneration val ue="WsT"/>
<l-- Sanpan Tal a -->
<xs:enuneration val ue="XAF"/>
<!--  CFA Franc BEAC -->
<xs:enuneration val ue="XCD'/ >
<l-- East Caribbean Dollar -->
<xs:enuneration val ue="XOF"/ >
<l--  CFA Franc BCEAO -->
<xs:enuneration val ue="XPF"/>
<l--  CFP Franc -->
<xs:enuneration val ue="YER'/ >
<l--  Yeneni Rial -->
<xs:enuneration val ue="ZAR'/ >
<l--  South African Rand -->
<xs:enuneration val ue="zZM"/>
<l-- Zanbi an Kwacha -->
<xs:enuneration val ue="zZW"/>
<l--  Zi nbabwean Dol | ar -->
</xs:restriction>
</ xs: si nmpl eType>
imple Type Fl oat 1Type
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V Fluat1T‘,rpe:|9—([7 xs:decimal)
Type restriction of xs:decimal
Facets pattern -?2([1-9][0-9]{0, 14}|
0)\.[0-9]
Sour ce <xs: si npl eType nanme="Fl oat 1Type" >
<xs:restriction base="xs:deci mal ">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]"/>
</xs:restriction>
</ xs: si npl eType>
imple Type Fl oat 2Type
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V FIDat‘ZT‘,rpe)@—(V xs:decimal)
Type restriction of xs:decimal
Facets pattern -2([1-9][0-9]{0, 14}|
0)\.[0-9]{2}
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Sour ce

<xs: si npl eType name="Fl oat 2Type" >
<xs:restriction base="xs:deciml">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]{2}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Fl oat 4Type

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram (V FIDaHT‘_.rpe)@—( 7 xs:decimal)

Type restriction of xs:decimal

Facets pattern -?2([1-9][0-9]{0, 14}|
0)\.[0-9]{4}

Sour ce <xs: si npl eType name="Fl oat 4Type" >

<xs:restriction base="xs:deci mal">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]{4}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type | nt eger Type

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram (V |ntegerType)e—(P’ xs:integer)
Type restriction of xs:integer
Facets total Digits 15
pattern ([\-+4]?[0-9]1+) & (-?

(([1-9][0-9]%)]0))
Used by Simple Type NonNegativel nteger Type
Sour ce <xs: si npl eType nanme="Int eger Type" >

<xs:restriction base="xs:integer">
<xs:pattern value="-?(([1-9][0-9]*)|0)"/>
<xs:totalDigits val ue="15"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type NonNegat i vel nt eger Type

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diwram (V NunNegativeIntegerT}rpe)@—(P IntegerT‘,rpe)@
Type restriction of IntegerType
Type hierarchy * Xsinteger
¢ IntegerType
« NonNegativel ntegerType

Facets total Digits 15

mininclusive 0

pattern ([\-+4]?[0-9]1+) & (-?

(([1-9]1[0-91%)10))

Sour ce <xs: si npl eType nanme="NonNegati vel nt eger Type" >

<xs:restriction base="Integer Type">
<xs: m nlncl usi ve val ue="0"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Per cent DPOType

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram [7 PercentDPOType |C=~—{ [/ xsinteger )
Type restriction of xsiinteger
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Facets total Digits 15
pattern ([\-+]?[0-9]+) & (-7
(([1-9][0-9]*)]0))
Sour ce <xs: si npl eType name="Per cent DP0Type" >

<xs:restriction base="xs:integer">
<xs:pattern value="-?(([1-9][0-9]*)|0)"/>
<xs:totalDigits val ue="15"/>
</ xs:restriction>
</ xs: si npl eType>

Simple Type Per cent DP1Type

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram (7 Percenoptiype Yo7 xsdccmar)

Type restriction of xs:decimal

Facets pattern -?2([1-9][0-9]{0, 14}|
0)\.[0-9]{1}

Sour ce <xs: si npl eType nane="Per cent DP1Type" >

<xs:restriction base="xs:deci mal ">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]{1}"/>
</xs:restriction>
</ xs: si npl eType>

Simple Type Per cent DP3Type

Namespace urn:fsa-gov-uk:MER:FSA008:6

Diagram (7 _Percentopstype YO—( (7 ssdeciml)

Type restriction of xs:decimal

Facets pattern -2([1-9][0-9]1{0, 14} |
0)\.[0-9]{3}

Sour ce <xs: si npl eType nanme="Per cent DP3Type" >

<xs:restriction base="xs:deci mal ">
<xs:pattern value="-?([1-9][0-9]{0,14}|0)\.[0-9]{3}"/>
</xs:restriction>
</ xs: si npl eType>

Element Groups

Element Group Exposur eG oup

Namespace urn:fsa-gov-uk:MER:FSA008:6
Dimram Counterparty ®
Type String100Type
GrossExposure ®
Type MNonNegativeMonetaryType
Percentage10-5-3
Type PercentDP2Type
(5= e o—(@)o"
FundedCreditProtection
Type MNonNegativeMonetaryType
UnfundedCreditProtection
Type MNonNegativeMonetaryType
ExposureMitigation ®
Type MNonNegativeMonetaryType
Used by Elements FSA 008-L argeExposures/ConnectedCounterparties/CounterpartiesUnder2-5, FSA008-
L argeExposures/ConnectedCounterparties/CounterpartyAbove2-5, FSA008-L argeExposures/
L argeExposures/Exposures/Exposure
Model Counterparty , GrossExposure , Percentage10-5-3{ 0,1} , FundedCreditProtection{ 0,1} ,
UnfundedCreditProtection{ 0,1} , ExposureMitigation
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Children Counterparty, ExposureMitigation, FundedCreditProtection, GrossExposure, Percentagel0-5-3,
UnfundedCreditProtection
Sour ce <xs: group nanme="ExposureG oup">
<Xs:sequence>
<xs: el ement name="Counterparty" type="Stringl00Type" m nCccurs="1"/>
<xs: el ement name="G ossExposure" type="NonNegativeMnetaryType" m nCccurs="1"/>
<xs: el ement name="Per cent agel0- 5- 3" type="Percent DP2Type" mi nCccurs="0"/>
<xs: el ement nanme="FundedCreditProtection" type="NonNegativeMbnetaryType"
m nQccurs="0"/>
<xs: el ement nanme="UnfundedCreditProtection" type="NonNegativeMonetaryType"
m nQccurs="0"/>
<xs: el ement name="ExposureM tigation" type="NonNegativeMnetaryType" m nCccurs="1"/>
</ xs: sequence>
</ xs: group>
Element Group O Wi chGr oup
Namespace urn:fsa-gov-uk:MER:FSA008:6
Diegram (= ommmcm)o—(@)e — omnen o
Used by Elements FSA 008-L argeExposures/ConnectedCounterparties/CounterpartiesUnder2-5, FSA008-
L argeExposures/ConnectedCounterparties/CounterpartyAbove2-5, FSA008-L argeExposures/
L argeExposures/Exposures/Exposure
Model OfWhich{ 0,1}
Children OfWhich
Sour ce <xs: group nane="Of Wi chG oup" >

<Xs:sequence>
<xs: el enent nane=" O Wi ch"
<xs: conpl exType>
<Xs:sequence>
<xs: el ement nanme="Exenpt Exposures"
<xs: conpl exType>
<Xs:sequence>
<xs: el ement
<xs: el ement
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
<xs: el ement nanme="NonExenpt Exposures"
<xs: conpl exType>
<Xs:sequence>

m nQccur s="0">

m nQccurs="0">

m nQccurs="0"/>
m nCccurs="0"/>

nanme="Anount" type="NonNegativeMonetaryType"
nane="Exenpt Per cent age" type=""Percent DP2Type"

m nCccurs="0">

<xs: el enent nane="NonTr adi ngBook" type="NonNegativeMonetaryType"
m nCccurs="0"/>

<xs: el enent nane="NonTr adi ngBookPer cent age" type="Percent DP2Type"
m nCccurs="0"/>

<xs: el enent nane="Tradi ngBook" type="NonNegativeMnetaryType"
m nCccurs="0"/>

<xs: el enent nane="Tr adi ngBookPer cent age" type="Percent DP2Type"
m nCccurs="0"/>

<xs: el enent nane="Aggr egat ePer cent age" type="Percent DP2Type"

m nQccurs="0"/>
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
</ xs: conpl exType>
</ xs: el enent >
</ xs: sequence>
</ Xs: gr oup>

Attribute Groups

Attribute Group Basi sCurrencyAndUni t sAtt r Group

Namespace

urn:fsa-gov-uk:MER:FSA008:6

Diagram

®

reportingBasis

| BasisturrencyAndUnitsAﬂrGrnup1 [S] CurrencyAndUnitsAﬁrGruuplZl

[ o
oo
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Used by Element FSAQ08-L argeExposures
Attributes QName Type Fixed Default Use
currency LimitedCurrency Type required
reportingBasis ReportingBasisType required
units CurrencyUnitsType required
Sour ce <xs:attributeG oup nanme="Basi sCurrencyAndUni t sAttr G oup">
<xs:attribute name="reportingBasis" type="ReportingBasi sType" use="required"/>
<xs:attributeGoup ref="CurrencyAndUnitsAttrG oup"/>
</ xs:attributeG oup>

Attribute Group CurrencyAndUni t sAttr G oup

Namespace urn:fsa-gov-uk:MER:FSA008:6
Diagram )0
CurrencyAndUnitsAttrGroup ) =
°
Used by Attribute Group BasisCurrency AndUnitsAttrGroup
Attributes QName Type Fixed Default Use
currency LimitedCurrency Type required
units CurrencyUnitsType required
Sour ce <xs:attributeG oup name="CurrencyAndUni t sAttrG oup">
<xs:attribute name="currency" type="LimtedCurrencyType" use="required"/>
<xs:attribute name="units" type="CurrencyUnitsType" use="required"/>
</xs:attributeG oup>
Namespace: ""
Attributes

Attribute Basi sCurrencyAndUni t sAttrG oup / @eportingBasis

Namespace No namespace

Type ReportingBasisType

Properties use: required

Facets enumeration unconsol i dat ed
enumeration sol o- consol i dat ed
enumeration UK consol i dation group
enumeration banki ng congl onerate
enumeration i nvest ment

congl orer at e
enumeration UK integrated group
enumeration DLG by default
enumeration UK DLG by nodification
enumeration Non- UK DLG by
nmodi fi cation
Used by Attribute Group BasisCurrencyAndUnitsAttrGroup
Sour ce <xs:attribute name="reportingBasis" type="ReportingBasisType" use="required"/>
Attribute CurrencyAndUni t sAttrGroup / @urrency

Namespace No namespace

Type LimitedCurrencyType

Properties use: required

Facets enumeration CAD
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enumeration CHF
enumeration EUR
enumeration GBP
enumeration JPY
enumeration SEK
enumeration usb
Used by Attribute Group CurrencyAndUnitsAttrGroup
Sour ce <xs:attribute nane="currency" type="Lim tedCurrencyType" use="required"/>

Attribute CurrencyAndUni tsAttrGroup / @nits

Namespace No namespace
Type CurrencyUnitsType
Properties use: required
Facets enumeration deci nal
enumeration single
enumeration t housands
enumeration mllions
Used by Attribute Group CurrencyAndUnitsAttrGroup
Sour ce <xs:attribute name="units" type="CurrencyUnitsType" use="required"/>
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